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Abstract: In this work, we present some numerical results about variable order fractional differential
equations (VOFDEs). For the said numerical analysis, we use Bernstein polynomials (BPs) with non-
orthogonal basis. The method we use does not need discretization and neither collocation. Hence
omitting the said two operations sufficient memory and time can be saved. We establish operational
matrices for variable order integration and differentiation which convert the consider problem to some
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1. Introduction

Calculus of arbitrary order derivatives and integrations has been found very applicable in mathematical
modeling of various real world problems. Such differential and integral operators have greater degree
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of freedom. Therefore its dynamical behavior is global instead of local. Also various features related
to represent memory and hereditary process can be comprehensively explained through the said area
[1-3]. Therefore in last few decades Fractional order differential and integral equations (FODIEs) has
got proper attention from researchers. Interesting applications regarding FODIEs have been investigated
in variety of disciplines including engineering, technology and applied sciences [4—6]. Numerous features
related to memory and hereditary characteristics corresponding to different materials and processes can be
found [7]. Due to these applications FODIEs have appealed researchers for further analysis and progress.

Since arbitrary order differential equations are infact definite integrals which include the classical
derivative as a special case. Therefore, arbitrary order derivative has not a unique definition. It
is interesting that researchers have introduced various definitions for the said differential operators.
Geometrically fractional order derivative provides a complete spectrum of a function which include
the classical order curve as a special case. Among all the definitions of fractional derivative, the
definitions of Caputo and Riemann-Liouville has gained more popularity among the researchers. On
the other hand various aspects including qualitative analysis, stability theory and numerical treatment
have been studied for FODIEs. For such investigations the authors have used fixed point approach,
tools of nonlinear analysis to handle the mentioned aspects for various problems of FODIEs [8]. One
of the most important area in the theory of FODIEs is known as numerical solutions of the mentioned
area. In variety of situations it is difficult to obtain analytical solution of numerous FODIEs due to the
complex behavior of fractional order. In such conditions approximating the solutions to that problem
will be more suitable to be determined. For this purposes, large numbers of analytical and numerical
methods have been established. In this regards, eigen function procedure [9], perturbation tools [10],
iteration techniques [11], transform methods [12], decomposition schemes [13] have been established for
analytical or semi-analytical results of FODIEs. Also for numerical solutions, difference methods [14],
numerical method for multi-terms FODEs [15], Tau method [16], collocation techniques [17], wavelet
analysis [18] have been introduced in literature. Also spectral methods based on operational matrices [19]
have been constructed in large numbers. The aforementioned methods have been very well applied for
classical differential and integral equations. Here we remark that the said tools have also applied in the
area of fractional calculus very well. Among the mentioned methods, spectral techniques are the most
powerful and significant for the numerical solutions to various problems. The said methods are based
on some operational matrices of integration and differentiations. Based on these matrices, the proposed
problem is converted to some algebraic equation known as Sylvester equation of the form

MX+ XN =1L, (1.1

where L, M, N are constant co-efficient matrices and X is an unknown matrix that has to be determined.
Further a Sylvester equation is a linear matrix equation having a unique solution if the spectra of L and
M has an empty intersection. If X has order m X n, then the order of matrix L will be m X n and that of
M will be n X n, where the order of X and N will be m X n. Sylvester linear matrix equation plays very
important role in control and stability theory of many applied problems.

Keeping in mind the importance of numerical solutions to fractional order problems, various powerful
techniques have been established in last two decades. For instance authors [20] have developed numerical
scheme for two dimensional stochastic Volterra-Fredholm integral equations. In same line the authors
[21] have developed a hybrid numerical scheme for partial-integro type problems. Further some more
advanced numerical methods have been recently established for ordinary and partial fractional order
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problems. For the mentioned problems the authors have used various procedure including BPs and
Bernoulli and some other complex tools. For the mentioned numerical methods we refer [22-28].

In present literature, the operational matrices have been developed by using different orthogonal
polynomials like Legendre, Laguerre, Jacobi, etc. All the operational matrices have been obtained from
the aforesaid polynomials by using descritization techniques to solve FODIEs subject to some initial or
boundary conditions [29]. However, boundary value problems are rarely investigated which constitute
a very applicable branch of applied analysis. Also some new operational matrices for BPs have been
developed recently [30]. Keeping in mind that the said polynomials are non orthogonal, some researchers
have used discretization together with collocation method to construct some operational matrices for
arbitrary order differentiation and integration. But the mentioned approach is limited to only initial value
problems. Recently some simple problems of fractional order differential equations (FODEs) have been
investigated by using the said nonorthogonal polynomials. Since in most of the literature discretization
and collocation techniques have jointly used which exploit extra memory and consume much time. For
some frequent results in this regards see [31,32]. Therefore to omit discretization and collocation to save
memory and time from wastage, we will directly construct the operational matrices for solving FODIEs
numerically with some initial/boundary conditions by using BPs. Authors [33] have started the area of
variable order integration and differentiation during 1993. Recently the mentioned area of variable order
FODEs has attracted much attention. The reason is that such problems have more degree of freedom in
choosing the most suitable order for the accurate description of a real world problems. Currently many
valuable articles have been published in this regards (see [34—38]). Recently various articles related to
fractional order dynamics of epidemiological disease, neural network and PD controller theory have been
published (see [39—43]). In respect of numerical analysis BPs give more accurate results as compared
to other polynomials. Because Bernstein polynomials have non orthogonal basis. For variable order the
said polynomials are very rarely used. Further BPs have been developed by a Russian mathematician
Sergie Natanovich Bernstein. According to the Weierstrass Approximation Theorem every continuous
real valued function can be approximated uniformly with the help of polynomial function over R. In this
regard, BPs play a very important role in function approximation. Though the BPs are non-orthogonal,
but good approximation for real valued continues functions. BPs play significant roles in distribution
functions theory. In recent time BPs estimators of density functions have got great popularity from
researchers of statistics. Some authors have investigated various problems of estimating a multivariate
distribution function by using BPs in multiple dimensions (see [44]).

Since it has been proved that spectral methods are stable and convergent. So far we know these type
of methods have been used for traditional fractional order derivatives very well. But in case of variable
order where the differential operators are more flexible and posses greater degree of freedom. The spectral
methods have not so properly applied in past many years. Also the mentioned tools have been shamefully
applied in many disciplines to perform simulations like heat conduction, quantum mechanics, fluid
dynamics, weather prediction and so on (see [45]). Further the proposed method has some advantages
like more accurate than finite difference method with the same number of degrees of freedom, can be used
spatial filters of very high order easily, and obtain power spectra directly. Also the present method does
not required any prior discretization of data like need by finite methods, Galerkin and wavelet methods.
Since these methods are scaling techniques depend on scale level. So for larger scale level it need more
time for compilation but produce more significant results (see [46]). Motivated by the aforesaid work,
here we consider the following two cases of VOFDEs including initial and boundary value problems of
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the form
c ) _
{OD, v(t) = g(t, (1), 0 < 9(1) < 1, .
v(0) = vy,
and
sDYv(r) = (1, v(1), 1 < (1) <2, 0
v(0) = vy, v(1) = vy, '

where in both cases g : [0, 1] X R — R is linear continuous function. Here initially, we will construct
operational matrices of fractional integration and differentiation by using BPs. Afterwards, with the help
of developed matrices, we will transfer the proposed problems to algebraic equations of Sylvester type.
The proposed problem (3.1) and (1.3) include some problems as special case like:

e For instance if g(#, v(¢)) = v(¢) with 0 < ¥(¢) < 1 then the concerned problem (3.1) reduces to the
famous growth type model. If g(¢, v(¢)) = —v(f) with 0 < $(¢) < 1, then problem (3.1) becomes a
decay model which has various applications in radioactivity process of various elements.

e Similarly if we consider g(¢, v(¢)) = +v(f), with 1 < ¥(t) < 2, the concerned problem (1.3) reduces
to two point boundary value problems been studied in [47].

We use the computational software Matlab 13 to find the unknown matrices for the required numerical
solution. Also the results are demonstrated graphically. A comparison between integer order and
numerical solutions at various fractional order is also given. Further some theoretical analysis in the
time complexity is provided.

2. Elementary results

Here we recall some basic results from [48].

Definition 2.1. If 5 : [0,00) — R is a function whose integral converges overR*, then its fractional
integral of order ¥(¢) > 0 is given by

1

0 _
0= rowm)

f (t — )" s(v)dy, (2.1
0

Definition 2.2. The Caputo fractional derivative of a function s : R* — R is defined as under

1 f l —9()—-1
— | =) D00dy, n -1 < 9(0) <n,
Dﬂ(t)s(t) — ngl/l - 29(l‘)) 0 (22)
S
n=1>
dr" " ’

Lemma 2.3. For 9(t) > 0 fractional integral of a fractional derivative is defined as
I’OEDY(OVD] = v(t) —dy — dit — dst* + ...+ d,, — 11", (2.3)

whered, € R,k=0,1,2,...m—1.

AIMS Mathematics Volume 7, Issue 6, 10917-10938.



10921

BPs are formed by the linear combination of Bernstein basis [27]. The polynomial is defined as
k J k—j
Pji() = i) 1-07, j=0,1,2,--- ,k,

where k is the order of the polynomial. The compact form of BPs [29] is obtained by using binomial
expansion as

k  k—j .
P~(t)—Z ](—1)k(k)(k_~’)z’+f i=0,1.2,--- .k
Jik - ] ! » J =V, L, 2, s Ry

i=0 =0
where
N k k—j
P =(=1) ( i / . (2.4)

The set of BPs of degree m is expressed as

Pi,m(t) = {PO,m(t)a Pl,m(t)’PZ,m(t)’ P3,m(t)’ e Pm,m(t)} (25)

(2.5) 1s known as the Bernstein basis. Further some needful results are given bellow. Since, BPs are
non-orthogonal, In this regard the inner product of two Bernstein basis is given by

! A A .
f Pin(OP ()t = f ( . )m _ t)k_’( . )tf(l _ o,
0 0 ! J
1
- (F)(* f 171 — n* ",
l ] 0
= ]l( l; Bli+j+1,2k—i—j+1),
[k k\XTG+j+DIRk—i—j+1)
NP\ G TG+ j+1+2k—i—j+1)
(kN k\TG+j+DIQk—i—j+1)
B i Jj 'k +2) ’
k k
i\ J
- T(2k+1) >
(2k + 1)1"(z'+j+1)1"(;-k—i—j+])
k k
i\ J
2k \
2k + 1)( "y )
Hence
1
f(; Pin(OP;,(0)dt = G, ). (2.6)
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Which upon representation in matrix form can be written as This results into

[ Gop Gog -+ Go, -+ Gom |
Giop Gig -+ G, -+ Gip
X Gy Gy -+ Goyp -0 Gop
f Pn@Pimddi=| ¢ i i i1 @7
0 Gr,O Gr,l e Gr,r e Gr,m
L Gm,O Gm,l e Gm,r e Gm,m J

For the given two functions ¢, ¢ € L*[0, 1], we can approximate any function ¢(¢) in term of Bernstein
basis as

&) = ) $iPim(0). (2.8)
i=0
It implies
1
Riwm = f AP, (1)dt (2.9)
0
1 m
= f Zsipi,m(t)Pj,m(t)d’
0 “i=o
m 1
= s f Pin(OP;(0)d,
i=0 0
where j =0,1,2,---. Hence we get
Goo Goi -+ Go, - Gon
Gio Gig -+ G, -+ Gy
Goo Go1 -+ Gy -0 Gy
Riwm = [So Sy Sm] : D R : ,
Gso Gzi -+ Gip -+ Giy
L Gm,O Gm,l Gm,r Gm,m )
where S, = [ N R T ]is the coeflicient matrix and as (2.7) G, = G;j where
S taom = Rlmei_,}' (2.10)

we provide the following two lemmas for our algorithm.

Lemma 2.4. [30] Let P;,,(t) be function vector defined in (2.4) the then the fractional order integration
over the function is given as
IFOP (1) = Vi Piaa), 2.11)
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where V)

is the Operational Matrix for integration, and

kxk
() _ -1
Vi = TG
Moreover
[ Ao Ao Ao, Aok
Ao A Ay, Aj g
Ao Az Ay, Aoy
" _ : : : :
O : . 2.12)
Ar,O Ar,l Ar,r Ar,k
| Aro A Agr Ak |
where by (2.4)
k=i k—j :
I'k+i+1)
Aij= PiipPjcx—— - 2.13
/ ;‘ L4 IR G ke T () + DDk + i+ (1) + 1) @.13)

Lemma 2.5. [30] Let P;;(t) be a vector function then the fractional order differentiation of the function

D?VP; (1) =

Yk,1

t
W,‘fi,fPi,k(t),

_ q) ~-1

- (][kkaka’
Yo.r Yok |
Yir Yik
Y2r Y2,k
7r,r ’)/r,k
Yk,r Yik |

IF'w+i— (1))

(2.14)

(2.15)

, (2.16)

Tw+i—@e@®)+ DIw+z+i+j—@@)+1)

L(w + i — (1))

i < [p()]

Tw+i—oO)+ Dlwrztitj—w+1)"

is given by
where
where
Y00
71,0
Y20
(][‘/’(l) _ :
kxk — :
Yr0
L Yk,0
where
k=i k—j
PiywiPjzk
w=¢(t) z=0
yi,j=q &
PiywiPjzk
w=0 z=0
AIMS Mathematics
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3. Numerical scheme

Here we divide this section to two subsection. In one subsection we establish numerical scheme for
initial values problems. In second subsection, we derive the scheme for boundary value problems under

variable order.

3.1. Numerical algorithm for initial value problem

Initial value problems have their own importance in the field of mathematics. We discuss different

cases of initial value problems to investigated for numerical analysis.
Case I:

<D*Ou(r) = g(t,v), 0 < (1) < 1,
v(0) = vy,

Assume that
6D V(0 = Aw Pl (0).

Applying ¢(¢) order integral on both sides, we get

I(’O(I)(C)D;p(t)\/(l) — I¢(I)AMPL(t)

v(t) — dy = 'V Ay Py (D),
v(t) = do + I"V Ay PL(1),

v(0) = vy implies
v(t) = vo + PP Ay Py (0).

By using function approximation consider

vo ~ DyP?,
Au?OPL (1)~ AyVEOPL ().

Hence

W) = DyPu(t) + Ay VD PL (1),

using v(¢) in the given (3.1) we can get required matrix equation.
Case II: If we take g(z,v) = v(¢), then one has

<D v(t) = v(1), 0 < @(n) < 1,
v(0) = vy,

Considering
§D7OV(1) = APl ()

AIMS Mathematics
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and applying ¢(?) order integral, we get the following function v(¢) with the given initial condition

() = vo + A VO PL (1),

kxk
So one has
W(t) = Dy Phy(t) + A VI Ph (1), (3.4)
APy (D) = Dy Py(t) + Ay VED PL (o). (3.5)
Therefore (3.18) implies that
AnPiy(t) = Dy Py(t) = Ay VEDPL(1) = 0. (3.6)

from (3.6), we can write

Ay — Dy — Ay V2 =0,

Ay —AuVED — Dy = 0. 3.7)

The given Eq (3.7) is a Sylvester type equation that can be solved by Matlab.
Case III: If the given differential equation is non-homogeneous then the given linear function will be as

gv) = Kv(n) + f(0),

then the given differential equation will be as

¢ () _
{ODI v(t) = Kv(t) + £(1), 0 < o) < 1, a8)

v(0) = vy.
In such case using the function v(¢) in Eq (3.4), we get

cDfOv(1) = KDy Ply(t) + A VIO PL(n)] + £(1), (3.9)

approximating f(t) =~ F MPL(t) in (3.9), we get

sDfOv(t) = K[DyPay(t) + Ay VIS PL(D] + Fy Ph (D).

After rearrangement we have

AnPiy(t) = K[Dy Pay(t) + Ay VIO PL (D] — FyPhy(1) = 0,

AuPL(t) = KDy Pl (1) — KAuVEY PL(1) - Fy Pl (1) = 0,

AnPiy(t) = KAy VLD Ph(t) = KDy Pu()FyPhy(t) = 0,
which implies that

Ay — KAy V2 — (KDy + Fy) = 0.

(3.10)
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Hence (3.10) is the required Sylvester equation that can be solved with the help of Matlab.
Case IV: Consider another version

SDFV() = g), 1< () <2, Gl
v(0) = v, v/(0) = vy .
Let assume that
507 (D) = AuPyy(0).
Then taking ¢(f) order integral of both sides yields
16D () = 10 Ay Py (1)
v(t) — do — dit = 'O Ay Py (1),
v(t) = do + dit + PV Ay P(0),
v(0) = vy implies
v(t) = vo +dit + IV Ay Ph (). (3.12)
Taking first order derivative of (3.13), we get
vr(t) = dy + P07 Ay Pl (D),
applying initial condition we have,
v(0) = dy + I Ay P (0).v) = d,
By using values of vy and v; in (3.13), we get
v(t) = vo + vit + I*OA, P (). (3.13)
consider
Vo + Vit = DMPL(I),
Au?OPY(1) ~ AyVEOPL ().
Hence
W(t) = Dy Py (1) + Ay VED PL(0). (3.14)
The above equation is used to solve the (3.11) with the help of Matlab.
Case V: Let the Eq (3.11) be considered as
cDDv(t) = v(1), 1 < o) <2,
oDy V() = v(1) @(t) (3.15)
v(0) = vg,v7(0) = vy.
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Let us assume that
sDYv(1) = Ay Pl (1)

and applying ¢(t) order integral, we get the following function v() ,

]w(t)(C)D;O(I)V(t) — [tﬁ(t)AMpL(t),
v(t) = dy + dit + I'O'A P (1) (3.16)

Taking derivative of (3.16), we get
vi(t) = dy + I*PAu P ().

Applying initial conditions in (3.16) implies v(0) = dy + d;(0) + I¥?~'A ), P} (0). Hence we get vy = d.
Also using boundary condition v#(0) = d; + I¥"Ay P’ (0), implies v; = d;. Then the given Eq (3.16)
become,

v(t) = vo + vit + IPOA, P (0). (3.17)

On using Lemma 2.4 and Lemma 2.5, one has

AuPOPL (1) ~ AyVEPL(),
vo+vit = DyPi(1),

it implies
W(t) = Dy Phy(t) + A VI Ph (1),

Ay Pl () = Dy PL (1) + Ay VEL P (1),

mxm

AuP(6) — Dy Py () — Ay VEOPL(1) = 0,

from above equation we can have

AM - DM - AMVIi((tk) = O,

Ay — AuVED = Dy = 0. (3.18)

The given Eq (3.18) is the transformed Sylvester equation that can be solved by Matlab.
Case VI: If the given differential equation is non-homogeneous then the given linear function will be as,

g(v) = Kv(®) + f(1),

and the given differential equation will be as

SDYOV() = Ku(t) + £(), 1 < () <2, 5.19)
v(0) = vy, v7(0) = v, .
in such case using the function v(7) reference to Eq (3.17) we get
SDYOW(t) = KIDuPly(t) + Ay Vo Pry()] + f(2), (3.20)
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approximating f(t) =~ F MP (1) in (3.20), we get

$DfOu(t) = KDy PLy(t) + Ay Vi, PL(6)] + FyPhy(0),

mxXm

it implies
AuPly () = K[DyPy(t) + Ay Vi, Py (D] = FyPly(t) =
APl (t) = KDy Pl (t) — KAy VEY PT (1) — Fy Pl (1) =
AuPy () — KAuVio, Py () = KDy Py ()Fy Pl (t)—

Thus we have

Ay — KAV —(KDy + Fy) =0

mxm

(3.21)

Hence (3.21) is the required Sylvester equation.

3.2. General algorithm for boundary value problems

Here we establish algorithm for boundary value problems.
Case I: We consider the following problem as:

(3.22)

cDFOv(t) = g(v), 1 < g(r) < 2,
v(0) = vo, v(1) = v{, where vy, v; € R,

we will approximate the given VOFDEs in Bernstein Basis as per previous practice. Let us assume that
D*Dy(t) = Cy Ph (1), (3.23)

applying ¢(t) order integral on both sides of (3.23), we get

oIfUDFOV(E) = o IFCy P (1),
v(O) —do—dit = Cyolf"Py(1),
v(t) = dy+dit+ Cyol?PL(0), (3.24)

applying initial conditions given in (3.22), we can find the values of dj and d, as
w(0) = dy + dy(0) + Crol P(0).

Hence we get vy = dy. Similarly the value of d; is found in the same manner by applying the boundary
condition v(1) = vy,
v(1) = do + dy (1) + CaoI?” P (1),
vi = v +di + Cool?VPL (D),

di = vi —vo — Caol?" P (1), (3.25)

AIMS Mathematics Volume 7, Issue 6, 10917-10938.
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putting the values of djy and d; in (3.24) we can find our function v() as
W(6) = vy + (1 = vo — Caol ™" PL (1)t + CaroI?V P (). (3.26)
Which implies
) = v+ (Vl —Vo— CMolf(t)P;[(l)) + Cuolf" Py (D),
v() = o+ (v = vt — HCarol? " PL(1) + Corol? PLy(1). (3.27)
We approximate vy + (v; — o)t in terms of BPs as
vo + (vi = vo)t = Ry Py (1),

where Ry, is the coefficient matrix. We proceed as

oI Cy P (1)) ~ DyB:L,PY(1), (3.28)
oIfOPL(D) ~ CuVi, P ). (3.29)
Hence the Eq (3.27) become
V() = Ry Py (t) + Dy Bl Pyy(t) + Co Vi, P (1), (3.30)
Therefore, the given scalar problem in (3.22) is transformed to
CuPly(® = g(RuPy(®) + DuBio, Piy(D) + CuViso Phy(0), ). (3.31)
gRy Py (1) + Dy Bl PY (1) + Coy VD, Ph (1) — CyPhy(0) = 0. (3.32)

Hence the system in Eq (3.22) can be solved with the help of Matlab. Every model that is in the form of
the given system can be solved with the help of algorithm given in (3.32) by algebraic Sylvester matrix
equation.

Case II: If in (3.22) the linear function g : [0, 1] — R is selected such that g(v(7)) = v(¢), then the given
problem become a homogenous VOFDE and can be converted into following the matrix equation by
using functions v(¢) in (3.30) as

CuPh(t) = RyPY(H) — DyBLL, PL(t) — CyVio, Ph(r) = 0,
PT(Cyy =Ry — DyB) —CyVE ) =0,

mxm mxXm

since BPs are positive therefore

Cy — CyVED — (DyB2Y, —Ry) =0,

mxXm

which is the required matrix equation that can be solved for unknown matrix C,, with Matlab.

Case III: If in (3.22) the linear function g : [0,1] — R is selected in a way that it become a non-
homogeneous differential equation, that is , let g(v(t)) = Kv(t) + f(t), then the given problem become a
non-homogenous VOFDE as

{ng“)v(t) = Kv()+ f(), 1 < o(t) <2,

(3.33)
v(0) = vy, v(1) = vy, where vy, v € R,
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D*Ov(t) = Cy Ph (1), (3.34)
applying fractional integral of order ¢(r), we get

J¢0 D(’O(I)v(t) = ]90(I)CM P}{/I(t)’
v(t) —dy — dit = Cy I*“PL (1),
v(t) = dy + dyit + Cy I?VPL(1), (3.35)

with the given initial conditions v(0) = vy, we get dy = vy. Similarly when v(1) = v;, we have d; =
vi — v — CyI#”PY (1) hence the given unknown function become

W(t) = vo + (v — o — CyOI*PPE (1)t + CaoI?” Pl (o). (3.36)
We take some approximations for vy + (v; — vo)t and f(¢) as under

vo+ (v —vo)t & RyP} (1),
f( = FyPy(0), (3.37)

where by using Lemma 2.4 and Lemma 2.5, we get required approximations as

Dy B2 PL(1),

mxXm

CuVZD P (1). (3.38)

mxm

1017 Cy Py (1))
off “p 1{4(0

2

X

Thus the Eq (3.36) becomes

(1) = Ry Pl (1) — Dy B2Y PT (1) + Cy VEY PT(1).

mxm mxXm

Also the given Eq (3.33) becomes

CyuPL (1) = K[RyPL(t) — DB, PT (1) + CyVED PL(1)] + FyPL (1),

mxXm mxXm

Cy Pl (1) — K[RyPL (1) — DyBY, PL (1) + Cy VEL PT(1)] — FyPL (1) = 0. (3.39)

mxXm mxXm

From the Eq (3.39), we have

Cy — K[Ry — DyB?" + CyVeP 1= Fyy =0

mxXm mxXm

Cy + KCyV?" 4+ (KDyB?" — Fy — KRy) = 0. (3.40)

mxm mxXm

The given equation in (3.40) is the required Sylvester equation, which can be solved for the unknown
matrix Cj, by using Matlab.

4. Numerical examples
Here we enrich this part by providing some examples. In this section we provide some examples for
the demonstration of our proposed single valued problems of fractional order via using the suggested

scheme.
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Example 4.1. Consider the given problem with boundary conditions

D*Dv(t) = v(1), t€[0,1], 1 < o(t) <2,
v(0) =0, v(1) = 1.

4.1)

The exact solution at fixed fractional order ¢ € (1, 2] of the problem is given by

e

v(t) =

e? -1

(E¢(t¢) - Eq,(—t“’)).

We approximate the solution at various scale level and different fractional order by using the proposed
method. In Figures 1 and 2, we give the detail graphically.

Solutions

08f
06F
0.4r

0.2r

Figure 1. Comparison between exact and numerical solution

= = = Approximate solution
® Exact solution

0.2

0.4 0.6 08

Absolute errors

variable different fractional order for Example 4.1.

Solutions

1k
0.9
0.8
0.7F
0.6
0.5
0.4+
0.3F
0.2+
0.1

T

02

Absolute error at 1+0.5t
= Absolute error at 1+0.8t
Absolute error at 1+2t

0.4 0.6 08 1
1

and absolute errors at various

= = = Approximate solution
O Exact solution

o

02 04 06 08
t

Absolute errors

n

0l v T I IT | U I
— Absolute error at 6
| || — Absolute error at 8
| || === Absolute error at 10

0.2

0.4 06 0.8 1

Figure 2. Comparison between exact and numerical solution and absolute errors at different
scale level Example 4.1.
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Example 4.2. Consider the given problem with boundary conditions

720£5-#0) 24440 2270
+ +
LT —-¢@) TG-¢@®) TG-e@)
— 4+t + ), te[0,1], 1 <o) <2,
v(0) = 0, v(1) = 3.

D*Dv(t) = 4v(r) +
4.2)

The exact solution of the problem at fixed order ¢(¢) = 2 is given by
vit) =15+t + 7~

We approximate the solution at various scale level and different variable fractional order by using the
proposed method in Figures 3 and 4 respectively as:

x10
: T T T 7 T T T
2 °
. . ’ —— Absolute error at 1+2cost
os == = App roxmat‘e solution :’ B ——— Absolute error at 1+0.8cost
© Exact solution V2R Y | R REPRRRY Absolute error at 1+0.6cost
2 .’ 1. = = = Absclute error at 1.0.4cost
0 ’ £ : A
£ 15 ’ o
2 ! 2
3 ] 2
1 ’ <
s
.0
0.5 - 1
Y
(? -0 -0- R-3 |
0 0.2 0.4 086 0.8 1 4] 0.2 0.4 0.6 08 1

Figure 3. Comparison between exact and numerical solution and absolute errors at various
variable fractional orders Example 4.2.

x10
T 1 T T ] T T
3 Il 12 1 ! l l A1 1 "I | e
1
; 1 = = = Absolute error at 8
= = = Solution at 8 4
2.5 . $ 10 —— Absolue error at 10
noon Solution at 12
. ! — Absolute error at 12
== Exact solution | #
2t /S 1o 8
o 4 o
s ff £
= 1.50 y £
2 ’ El
@ 7 2 |
1 rd =3
’
r"
0.5¢ -~ j
. 2
-
(O o e 1 45 el o
0 02 0.4 0.6 0.8 1 0 02 04 06 08 1

t t
Figure 4. Comparison between exact and numerical solution and absolute errors at various
scale level for Example 4.2.
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From Figure 3, we see as ¢(f) — 2 the solution converges to exact solution at order 2. Also as we
increase scale level the absolute error is decreasing and greater the scale level higher be the accuracy and
vice versa in Figure 4.

Example 4.3. Consider the given problem with boundary conditions

D*Dv(t) = 3v(t) + f(1), t€[0,1], 1 < (f) <2, @3
v(0) =2, v(1) =3.71. '
The exact solution of the problem at () is given by
v(t) = sin(2¢t), where f(t) = —7 sin(2¢).

We approximate the solution at various scale level and different variable fractional order by using the
proposed method.

x 10
'1 .
09l 12 — Absolute error at 1+0.4t| |
' = = = Absolute error at 1+0.6t
08 10 Absolute error at 1+0.8t| |
o.rr - — Absolute error at 1+2t
g 08¢ —Approximat.e solution [ g 8
= 05 O Exact solution o
& 04f s
2
0.3r <
02}

a1t

t

0.6 0.8 1

Figure 5. Comparison between exact and numerical solution and absolute errors at various

variable fractional order for

Example 4.3.

-18

x 10
T T T B T T =1
1+ — Absolute error at 6
_ o o Absolute error at 8
09F r-2 a3 < 7 Absolute eror at 10|
”
08f ’ N i
o o ¢
0.7 ¢ 1 |
s |
(<] ‘ : g5 ]
w 06 ’ = = = Approximate solution|| 2
= .
S o5l P O Exact solution o4
=] =
@ 0.4] ' 108
. <3
03t . .
0.2r P i 2 l
r
' )
0 0.2 0.4 086 08 1 0 0.2 0.4 06 08 1
t t

Figure 6. Comparison between exact and numerical solution and absolute errors at various

scale level for Example 4.3.
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From Figure 5, we see as ¢(f) — 2 the solution converges to exact solution at order 2. Also as we
increase the scale level, the absolute error is decreasing and greater the scale level higher be the accuracy
and vice versa. This process can be seen in Figure 6.

Remark 4.4. Here we tabulate the absolute error in above three examples 4.1-4.3 for different scale level
and fixing the order in Table 1. The CPU time complexity has been recorded in seconds.

Table 1. Absolute errors at different Scale level with fractional order ¢(¢) = 1.8 in given three
Examples 4.1-4.3.

Scale Level Example 4.1 CPUtime Example4.2 CPU time Example4.3 CPU time

6 5.0%x107° 40.5 1.6 x 107 48.7 8.0x 10712 443
8 4.0x107° 50.8 1.4x 107 70.4 7.0x 1071 57.6
10 3.5%x10°¢ 70.9 1.3x 1073 80.6 50x107% 753
12 2x 1076 90.2 1.2x107° 95.9 8.0x 107  88.8
14 1.0x 107° 110.6 1.0x 107 112.4 50x 107" 105.6

5. Conclusions and Discussion

We have established an algorithm for VOFDEs including both initial and BVPs. BPs have been applied
to construct operational matrices for variable order derivative and integrations. Based on these matrices
we have converted our considered problems to some algebraic type equations. By using Matlab we have
solved the concerned algebraic equation to get the required numerical solution. VOFDEs have greater
degree of freedom in choosing of order for more accurate results. Hence these can be used as a powerful
tool to describe various real world problems more accurately as compared to constant fractional order.
By graphical presentation we have shown the validity of our results. Further we see that our method is
scaling based method greater the scale more will be the accuracy and vice versa. Further our method
has been omitted discretization and collocation which help in saving memory from wasting. We have
also computed some theoretical analysis of time complexity in Table 1 which indicates that as the scale
level is enlarging, the corresponding time is also increase. This is the weakness of the method but not a
major drawback as the precision and accuracy is increasing. In future the above technique will be used
for numerical treatment of various dynamical systems under different kinds of fractional order operators.
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