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Abstract: In this paper, we study a type of Langevin differential equations within ordinary and
Hadamard fractional derivatives and associated with three point local boundary conditions

DY (D? + %) x(t) = f (1. x(0), D [x] (1)) ,

D’x(1) = x(1) = 0, x(e) = Bx(¢), fort € (1,e) and &€ € (1,e], where 0 < @ < 1, 1,8 > 0, D
denotes the Hadamard fractional derivative of order @, D is the ordinary derivative and f : [1,e] X
C([1,e]l,R) x C([1,e],R) — C([1,e],R) is a continuous function. Systematical analysis of existence,
stability and solution’s dependence of the addressed problem is conducted throughout the paper. The
existence results are proven via the Banach contraction principle and Schaefer fixed point theorem.
We apply Ulam’s approach to prove the Ulam-Hyers-Rassias and generalized Ulam-Hyers-Rassias
stability of solutions for the problem. Furthermore, we investigate the dependence of the solution
on the parameters. Some illustrative examples along with graphical representations are presented to
demonstrate consistency with our theoretical findings.
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1. Introduction

In the recent years, it has been realized that fractional calculus has an important role in various
scientific fields. Fractional differential equations (FDE), which is a consequence of the development
of fractional calculus, have attracted the attention of many researchers working in different
disciplines ( [28]). Scientific literature has witnessed the appearance of several kinds of fractional
derivatives, such as the Riemann-Liouville fractional derivative, Caputo fractional derivative,
Hadamard fractional derivative, Griinwald-Letnikov fractional derivative and Caputo-Fabrizio etc (for
more details, see [11, 13, 16, 21, 22, 44, 48, 51, 54]). 1t is worthy mentioning here that almost all
researches have been conducted within Riemann-Liouville or Caputo fractional derivatives, which are
the most popular fractional differential operators.

J. Hadamard suggested a construction of fractional integro-differentiation which is a fractional
power of the type (t%)a. This construction is well suited to the case of the half-axis and is invariant
relative to dilation ( [53, p. 330]). The dilation is interpreted in various forms in relation to the field of
application. Furthermore, Riemann-Liouville fractional integro-differentiation is formally a fractional
power (%)a of the differentiation operator (d%) and is invariant relative to translation if considered on
the whole axis. On the other hand, the investigations in terms of Hadamard or Griinwald-Letnikov

fractional derivatives are comparably considered seldom.

The boundary value problems defined by FDE have been extensively studied over the last years.
Particularly, the study of solutions of fractional differential and integral equations is the key topic of
applied mathematics research. Many interesting results have been reported regarding the existence,
uniqueness, multiplicity and stability of solutions or positive solutions by means of some fixed point
theorems, such as the Krasnosel’skii fixed point theorem, the Schaefer fixed point theorem and the
Leggett-Williams fixed point theorem. However, most of the considered problems have been treated
in the frame of fractional derivatives of Riemann-Liouville or Caputo types ( [12,14,15,41,45]). The
qualitative investigations with respect to Hadamard derivative have gained less attention compared to
the analysis in terms of Riemann-Liouville and Caputo settings. Recent results on Hadamard FDE can
be consulted in ( [1,4,5,7,10,17,42,43,52]).

The physical phenomena in fluctuating environments are adequately described using the so called
Langevin differential equation (LDE) which was proposed by Langevin himself in [31, 1908] to give
an elaborated interpretation of Brownian motion. Indeed, LDE is a powerful tool for the study of
dynamical properties of many interesting systems in physics, chemistry and engineering ( [9,32,57]).
The generalized LDE was introduced later by Kubo in [29, 1966], where a fractional memory kernel
was incorporated into the equation to describe the fractal and memory properties. Since then the
investigation of the generalized LDE has become a hot research topic. As a result, various
generalizations of LDE have been offered to describe dynamical processes in a fractal medium. One
such generalization is the generalized LDE which incorporates the fractal and memory properties with
a disruptive memory kernel. This gives rise to study fractional Langevin equation ( [36]). As the
intensive development of fractional derivative, a natural generalization of the LDE is to replace the
ordinary derivative by a fractional derivative to yield fractional Langevin equation (FLE). The FLE
was introduced by Mainardi and Pironi in earlier 1990s ( [40]). Afterwards, different types of FLE
were introduced and studied in [2, 3, 8, 19, 30, 34,37-39, 47, 50, 60-62]. In [3], the authors studied a
nonlinear LDE involving two fractional orders in different intervals with three-point boundary
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conditions. The study of FLE in frame of Hadamard derivative has comparably been seldom; see the
papers [27, 56] in which the authors discussed Sturm-Liouville and Langevin equations via
Caputo-Hadamard fractional derivatives and systems of FLE of Riemann-Liouville and Hadamard
types, respectively.

In the paper by Kiataramkul et al. [27]: Generalized Sturm—Liouville and Langevin equations via
Hadamard fractional derivatives with anti-periodic boundary conditions. In particular, the authors
initiate the study of the existence and uniqueness of solutions for the generalized Sturm-Liouville and
Langevin fractional differential equations of Caputo-Hadamard type ( [21]), with two-point nonlocal
anti-periodic boundary conditions, by applying the Banach contraction mapping principle. Moreover,
two existence results are established via Leray-Schauder nonlinear alternative and Krasnosleskii’s
fixed point theorem. In addition, the article by W. Sudsutad et al. [56]: Systems of fractional
Langevin equations of Riemann-Liouville and Hadamard types subject to the nonlocal Hadamard and
standard Riemann-Liouville with multi-point and multi-term fractional integral boundary conditions,
respectively. In particular, the authors also studied the existence and uniqueness results of solutions
for coupled and uncoupled systems are obtained by Banach’s contraction mapping principle,
Leray-Schauder’s alternative.

In the present work, we study the existence, uniqueness and stability of solutions for the following
FLE with Hadamard fractional derivatives involving local boundary conditions

DY (D2 + /12) x(1) = f(t,x(0), D] [x] (1), te(l,e),
D%x (1) = x(1) = 0, (1.1)
x(e) = Bx(&), §e(lel,
where 0 < @ < 1, 4,8 > 0, such that
sind(e—1) #BsinA(¢-1),
DY denotes the Hadamard fractional derivative of order a, D is the ordinary derivative and
f:[le] xC([1,e],R) x C([1,e],R) — C([1,e],R),

is a continuous function.

Our approach is new and is totally different from the ones obtained in [27,56] in the sense that
different fractional derivatives, ordinary and Hadamard fractional order, are accommodated. Different
boundary conditions are associated to problem (1.1) such as three point local boundary conditions and
associating different fixed point theorems. It is worthwhile to mention that the nonlinear term f in
papers [27,56] is independent of fractional derivative of unknown function x(¢). But the opposite case
is more difficult and complicated. The dependence of the solution on the parameters is discussed,
which has not been investigated in [27,56]. It is worth mentioning here that Ulam and generalized
Ulam-Hyers-Rassias stability results have not been considered in [27,56]. Furthermore, the presented
work illustrates a numerical simulation obtained through a discretization methods for the evaluation of
the Hadamard derivative.

Our method differs from that used by [27,56] in our emphasis on the Schaefer fixed point theorem
is utilized to investigate existence results for problem (1.1). We also employ the generalization
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Gronwall inequality techniques to prove the Ulam stability for problem (1.1), and we use important
classical and fractional techniques such as: integration by parts in the settings of Hadamard fractional
operators, right Hadamard fractional integral, method of variation of parameters, mean value theorem,
Dirichlet formula, differentiating an integral, incomplete Gamma function and discretization methods.
To the best of the authors’ knowledge, there is no work in literature which treats local boundary value
problems on mixed type ordinary differential equations involving the Hadamard fractional derivative
using the above mentioned techniques.

The rest of the paper is organized as follows: In Section 2, we introduce some notations,
definitions and lemmas that are essential in our further analysis. In Section 3, we systemically analyze
problem (1.1). An equivalent integral equation is constructed for problem (1.1) and some infra
structure are furnished for the use of fixed point theorems. The main results of existence and stability
are discussed in Sections 4 and 5, respectively. We prove the main results via the implementation of
some fixed point theorems and Ulam’s approach. We study the solution’s dependence on parameters
in Section 6. Indeed, we give an affirmative response to the question on how the solution varies when
we change the order of differential operator, the initial values or the nonlinear term f. In Section 7,
some illustrative examples along with graphical representations are presented to prove consistency
with our theoretical findings.

2. Fundamental definitions, lemmas and remarks

In this section we introduce notations, lemmas, definitions and preliminary facts which are used
throughout this paper. In terms of the familiar Gamma function I (¢), the incomplete Gamma function
v (a,t) and its complement I" (o, 7) are defined by (see, for details, [16,20])

!
v(a,t) = f % le™dr, Re(r) > 0, |arg (t)| <m,
0

and .
I'(a,t) = f 9 e dnr,
t

for all complex ¢. For fixed a, ¥ (e, ) is an increasing function of ¢ with lim,,., y (@, 1) = I'(@). The
classical Riemann-Liouville fractional integral of order « for suitable function x is defined as

1 !
JE[x] () == J2, [x(D)] (1) = Qo f (t-1)* " x(1)dr, 2.1)

for 0 < a < t and Re(a) > 0. The corresponding left-sided Riemann-Liouville fractional derivative of
order « is defined by

1 da\" r
Dy [x] (1) = Th-o (d_t) f (t—1)" " x(7)dr, (2.2)

for @ € [n—1,n). However, the left and right Hadamard fractional integrals of order Re(a) > 0,
for suitable function x, introduced essentially by J. Hadamard fractional integral in [18, 1892], are

defined by

N 1 T\l dr
TLWO =5 f (ln;) 7, 2.3)

AIMS Mathematics Volume 6, Issue 3, 2796-2843.



2800

and , 1
" 3 1 T\ dr
T 0 =r ft (ln ;) 7, 2.4)

respectively. Definition (2.3) is based on the generalisation of the nth integral

td T d Thn—1 d ;

J‘;}[x](t):f}]lf Tl;f x(1,) TT
1 ! £\ dr
T (1) f (ln ?) M0

where n = [Re(a)] + 1 and [Re(a)] means the integer part of Re(a). Hadamard also proposed [18,53]
a definition of the fractional integral as

ta

Ja [x10) = ¢ @

1
f (1 = 9% x(zs)ds. (2.5)
0

It should be emphasized that expression (2.5) contains x(zs) in place of x(s). Therefore we can
consider the term s > 0 as a variable that describes dilation. As a consequence, using the change of
variables 7 = ts, would results in the definition of the classical Riemann-Liouville fractional integral.
It should be noted that in order to describe the change of dilation we can use the operator
Ty (see [53, p. 330]) such that (Y,x) () = x(exp(ts)) where s > 0. It is known that the dilation of
Euclidean geometric figures changes in size while the shape is unchanged. The connection

Jo Ixl =0T ], (Tsx) (1) = x (exp (1)) , (2.6)

allows us to extend various properties of operators J to the case of operators ;. It is directly
checked that such connections for the operators (2.5) and (2.1) are given by the relations (2.6). The
corresponding left-sided Hadamard fractional derivative of order « is defined by

N a1 VA A dr
D0 = 8" s f (ln;) x0 <, @2.7)

where a € [n — 1,n) and 6" = (tD)" is the so-called d-derivative and DE(%.

Firstly, from the above definitions, we see the difference between Hadamard derivative and the
Riemann—Liouville one. As a clarification, the aforementioned derivatives differ in the sense that the
kernel of the integral in the definition of the Hadamard derivative contains a logarithmic function,
while the Riemann-Liouville integral contains a power function. On the other hand, the Hadamard
derivative is viewed as a generalization of the operator (1D)", while the Riemann—Liouville derivative
is considered as an extension of the classical Euler differential operator (D)". Secondly, we observe
that formally the relationship between Hadamard-type derivatives and Riemann-Liouville derivatives
is given by the change of variable # — In (7), leading to the logarithmic kernel.

Supposedly one can reduce the theorems and results to the corresponding ones of Hadamard-type
derivatives by a simple change of variables and functions. It is possible to reduce a formula by such a
change of operations but not the precise hypotheses under which a formula is valid. As an illustration,
the function x(#) = sint is obviously uniformly continuous, but not In-uniformly continuous on R,,
while the function x(#) = sin(In¢) is In-uniformly continuous but not uniformly continuous on R,.
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However, the two notions are equivalent on every bounded interval [a, b] with a > 0. Besides, the
Hadamard derivative (also integral) starts at the initial time a which is bigger than zero, but the
Riemann—Liouville derivative (also integral) often begins at the origin (or any other real number).
Under certain precise conditions, an equivalence could be obtained between a problem involving
Hadamard derivative to another defined using a Riemann Liouville derivative.

Lemma 2.1. [28] Let Re(a) > 0, n = [Re(@)]+ 1 and x € Cla, +00) N L'[a, +00), then the Hadamard
fractional differential equation D [x] (t) = 0, has a solution

n t a—-k
x(t) = Z Ck (ln ;) .
k=1
Further, the following formulas hold
n £k
TiDL 110 = 20 - Y afinz)
k=1

DT 4 [x1(0) = x(2),

where ¢, € R, (k = 1,2,...,n) are arbitrary constants.

Lemma 2.2. ( [21])If0 < a < 1, then

(2.8)

1 Ly d o
D0 = _a)f (mi) 5[x(7)]77+—r(xl(f)a) (mé) .

Theorem 2.3. ( [6]) Consider the continuous function x : [a,b] — R belongs to C*[a,+o0) and let
AT = % In Sfor n > 1. Denote the time and space grid by

b N
tn = aexp(NAT) = a4 (5) , (2.9)

and xy = x(ty) for N € {0,1,2,--- ,n}. Then forall N € {1,2,--- ,n},
DY [x](ty) = DL [x] (ty) + O(AT),

where

Dl () = F(JIC(?) (ln tﬂ) + ZZ( TN—ks1) X(Z;()pzkz(;lf)l)'tk’

and limar_,o O(AT) = 0, here (Tz) =k~ _ (k — 1)1—(1 and

B (AT)l—(t
~a[l —exp(-AT)ITQ2 - a)’

Lemma 2.4. ( [26]) If a, 8 > 0, then the following equality holds

T8 [rﬁ]o—{f(—’f (810 2),

where a > 0 is the starting point in the interval. In particular, for a = 0,
Js [P =p=r.
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The following discussion is essential for our further investigation.
Remark 2.5. If a,8 > 0, fort € [1,e]. Then

i) It is easy to verify that
,(BIn t)alﬁ _ (Inn)®
ol (@) F@+1)
ii) The function J7 [sinA(t —1)] is continuous as a result of the continuity of sin function.
Furthermore and according to (2.3), we have

Ji|#) o <p

Iy sinA(r = D] <J7 1) = fi+a) (Inn)*.
Note that
Ji [sinA(r=1D](1) = tlirP+ |j'f' [sind(t—1)] (t)| =0. (2.10)

iii) From Lemma 2.2, we have

DY [sinA (- D@ =T [6sinA(r - D] (1) + ﬁ. (InpH™

A A AN dr
= — In — Aft-1)—
F(l—a/)jl‘(n'r) Teosd( )T

vy(1-a,In?)
I'ad-aw

(Inpt~e.

<AT Tl <A

At
S—
I'2-a)

Remark 2.6. If @ > 0, fort € [1, e]. Then, using the elementary inequality (In s)* < 5% we obtain the
inequality

ea+1

a+l —
a+1,‘§ﬁ§]{f 1} T 2.11)

0<p(t) = f (Ins)*ds <
1

Utilizing the particular case of the Fubini’s theorem, one can deduce that

t 1 ! t
f;jl [x] (s)ds—mﬁpa_l (;)x(s)ds. (2.12)

Indeed, interchanging the order of integration with the help of (2.3) and (2.4) and it follows that
! t ds
f TV [x](s)ds = f s} Iy [x1 () —
1 1
1 ! S\ dr)ds
= [ sx[] (n2) il ey
F(a/)‘fls (];(nr X(T)T)s
1 ! ! s\elds\dr
- 1 _) as)dar
F(g)ﬁx(r)(ﬁs(nq_ S)T
f
= fl x() JL[r](s)ds.
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Ifwe take v = 2, then
T

ftx(f)ﬂ}“ [t](s)ds = Lf[x(f)(fr (Inv)*! dv)dr
1 I' (@) J, 1

= % jl.t X(T)Pa-1 (;)dT.

Following [48], we bring a formula generalizing the well-known rule of differentiating an integral
with respect to its upper limit which serves also as a parameter of the integrand

" _ ™ dq(r) dp(?)
@) G(t,7)dr = fpm EG (t,7)dt + G (t,q (1)) 4 G(t,p (@) i (2.13)

From (2.7), we have for a € (0, 1) and ¢ € (a, b) that

@Z[fSG(s,T)dT](l): ﬁl%f (lné)_a[st(S,T)dT] %

Interchanging the order of integration and applying Dirichlet formula, we obtain

| [ IR R A e ds
z)a[fa G(s,7) dr](t)—r(l_a)tdtj;(lns) U G(s,‘r)d‘r] -
d (! 1 A ds
:taﬁ(m‘[(ln;) G(S,T)?)dT
_ i ' 1-a
—tdtle [G(s,T)](t)dr
= f t%:ﬂl_“ [G (s,7)] (t)dr+trl_i)rt[1aj'}“’ [G (5,7)] (1)

= f D7 [G (s, D] () dr +1¢ lim I G (s, 7)1 ().

In particular, we get

Dy [ f S G(s, T)h(T)dT] () = f t D7 [G(s, )] (1) h(r)dT (2.14)
a v Tim (A0} [G(s, D1 (0)).
To simplify the presentation, we let
£0) = fe.x0.DF @), gt=s)=sind(ts). (2.15)
In virtue of equation (2.14), we deduce that
o [s-narisloarko = [ Dilsts-nlI (Fl@ar
+1 lim (J7 [£] @ TG, 01 0).

Applying a suitable shift in the fractional operators with lower terminal 7, we deduce the next property
[23,24].
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Property 2.1. Let 0 < o < 1, DY [g] € L' (1,e) and Iy [fe]l € C(1,e). Then we have

@i‘(flg(t—s)ﬂ’f’[fx](s) ds)(t):f]Dg’[g(s—1)](T)jf[fx](r—r+1) dr
+IT A1 lim (7,7 [ (s = D] (@)

In the literature, we can read the following Schaefer fixed point theorem.

Lemma 2.7. [21,55] Let E be a Banach space and assume that¥ : E — E is a completely continuous

operator. If the set
A={x€E:xz,u‘Px:O<,u<1},

is bounded, then Y has a fixed point in E.
The next result is a generalization of Gronwall inequality due to Pachpatte ( [46]).

Lemma 2.8. Let u € C(I,R"), a(t, s), b(t, s) € C(D,R*) and a(t, s), b(t, s) are nondecreasing in t for
each s € I, where I = [&, 8], R* = [0, ),

D={ts)elxl:a<s<t<pl,

and suppose that
t B
u(r) < k+ f a(t, syu(s) ds + f b(t, )u(s) ds,

fort €I, where k > 0 is a constant. If

B s
p(t) = f b(t, s) exp (f aqs, T)dT) ds <1,
I —kp(t) exp (fa ar(t, s) ds) .

The following hypotheses will be used in the sequel:

fort el then

u(t) <

H1: There exist a constant N; > 0 (i = 1, 2) such that
|f(2, x1, %) = f(t, X2, %)l < Ny |x1 — x2| + No %) — %o,

foreacht € [1,e] and all x;, X; € R.
H2: There exists a constant L > 0 such that |f(z, x, X)| < L, for each 7 € [1, e] and all x, ¥ € R.

3. The nonlinear boundary value problem (1.1)
In order to study the nonlinear problem (1.1), we first consider the associated linear problem and

obtain its solution:
DY (D + %) [x] (1) = h (1),

for 0 < @ < 1, where A is a continuous function on [1, e].
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Lemma 3.1. The general solution of the linear differential equation
(D? + %) x(t) = 2 (), (3.1)

fort e [l,e], is given by
1 t
x(t) = 1 f sin A (t — s) X(s)ds + ¢y cos At + ¢, sin A,
1

where cy, ¢, are unknown arbitrary constants.

Proof. Assume that x (¢) satisfies (3.1), then the method of variation of parameters implies the desired
results. O

Lemma 3.2. Let 0 < a < 1, h € C([1, e],R). Then the unique solution of the linear problem

i
fort € (1,e), is equivalent to the integral equation
£(0) = FOh () = ﬁ flt (ln i)a_l h(7) g. (3.3)
Proof. Applying Lemma 2.1, we may reduce (3.2)-a to an equivalent integral equation
(1) =J7 (1) + co(In )",
where ¢ € R. In view of the boundary condition X(1) = 0, we have ¢y = 0, thus (3.3) holds. |
Lemma 3.3. Let h € C([1,e],R),a € (0, 1] and 1 < & < e. Then the fractional problem
o (P2 1 g2 —
{ ib(]z I;Q D0, e G4

has a unique solution given by

1 (. 1 Sroos\el dr
x(t)zzflsm/l(t—s)[mﬁ (ln;) h(r)7]ds (3.5)
+§sin/l(t—1)fsin/l(§—s)>< ﬁfl‘s(lng)a_lh(ﬂg]ds

1 § sye-l dr
mfl(ln;) h(7)7]ds,

A=A(sind(e—1)—BsinA(& - 1)) #0. (3.6)

1 4
——sin/l(t—l)f sinA (e — s)
A 1

where
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2806

Proof. A i
roof. Assuming (D2 . /12) 0 10

and then applying Lemma 3.1 when 0 < @ < 1, we get
1 t
x(1) = 1 f sin A (¢t — s) X(s)ds + ¢ cos At + ¢, sin At.
1

By the boundary condition x (1) = 0 and privous equation, we conclude that
c1¢cosd = —cysinA. (3.7)

On the other hand, x(e) = Bx(£), combining with
| . )
x(e) = 1 f sin A (e — 5) X(s)ds + ¢; cos Ade + ¢, sin Ae,
1

and
x(é) = % fsinﬂ(f —85)X(s)ds + c; cos A& + ¢, sin A€,
1

yield

CZ:C"A”(ﬁfsinag—s)i(s)ds—fesinﬁ(e—s)fc(s)ds),
1 1

where A is given by (3.6). If 1 = @T, k=0,1,...,then ¢c; = 0, and by (3.7), we get

1

B 2 [cos 2k + 1)me _Bco
C Qk+ Dr 2

ﬁfsin(zl{%(f—s)i(s)ds
1

_fsmm(e—@m)ds],
1

2k + 1)n§]—1
ST

X

2

otherwise, we find

ci :—Si%l(ﬁfsin/l(f—s)fc(s)ds—fesin/l(e—s)fc(s)ds).
1 1

The above two expressions of ¢; are equivalent for the particular choice of A. Substituting these values
of ¢; and ¢, in (3.7) and applying Lemma 3.2, we finally obtain (3.5). So, the unique solution of
problem (3.4) is given by (3.5). Conversely, let x(#) be given by formula (3.5), operating D? on both
sides and using (2.13), we get

5 _ r 1 Soos\el dr 1 A A dr
Dx(z)_—aflsmﬂ(z—s)[mfl(1n;) h(r)7] ds+mfl(1n;) o

ﬁ/lz . f . 1 y s\ dr
_Tsm/l(t—l) 1 51nﬂ(§—s)[mﬁ(ln;) h(7)7] ds
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A2 . <. 1 S s\a-1 dr
+Zs1n/l(t—l)‘f1 sm/l(e—s)[mf](ln;) h(q-)?]ds.

(D2 + /12) [x](t) = % fj (ln ;)0_1 h(t) %

Operating DY on the above relation and using (2.8), we obtain the first equation of (3.4). Further, it is
easy to get that all conditions in (3.4) are satisfied. The proof is completed. O

Hence

By virtue of Lemma 3.3, we get the following result.

Lemma 3.4. Let 0 < a < 1, A > 0. Then the problem (1.1) is equivalent to the integral equation
1 !
x(t) = 3 f gt—9)J7 [ fe] (s)ds (3.8)
1

1 é e
+Kg(t—1)[ﬁfg(§—5)3f[fx](S)ds—flg(e—S)Ji'[fx](S)dS-

For convenience, we define the following functions

6. () = f gt )T [£](5)ds (3.9)
1

and

1
Hy (£.5) = £ (B (&) = i (e)) . (3.10)

Then, the integral equation (3.8) can be written as

1
x(t) = 26 O+ H (&R g—1). (3.11)

From the expressions of (3.5) and (3.8), we can see that if all conditions in Lemmas 3.3 and 3.4
are satisfied, then the solution is a continuous solution of the boundary value problem (1.1). Let
C = C([1,e],R) be a Banach space of all continuous functions defined on [1, ¢] endowed with the
usual supremum norm. Consider the space defined by

E:{x:xeC,D‘f[x]EC},

equipped with the norm ||x||z = ||x|| + ||Z)‘1’ [x]|, then (E,||.||z) is a Banach space. On this space, by
virtue of Lemma 3.4, we may define the operator ¥ : E — E by

1
Px(r) = P& 0+ H:(&p)gt=1),

where g (r — 1), ¢, (t) and H, (£, B) defined by (2.15), (3.9) and (3.10) respectively. Then
1
D7 [Px] (1) = ;Z)(f [¢:] (1) + H, (£,8) D [g(t—1)]. (3.12)
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By virtue of Property 2.1 and Eq (2.10) in Remark 2.5, we get the following

D[] (1) = f DI [g(r— D] () TV £ (1= 5+ 1)ds. (3.13)

The continuity of the functional f would imply the continuity of Wx and Df [¥x]. Hence the
operator ¥ maps the Banach space E into itself. This operator will be used to prove our main results.
Next section, we employ fixed point theorems to prove the main results of this paper. In view of
Lemma 3.4, we transform problem (1.1) as

x = Wi, xeE. (3.14)

Observe that problem (1.1) or (3.8) has solutions if the operator ¥ in (3.14) has fixed points. For
computational convenience, we set the notations:

1 1
0<p@:= 2Pa () + Al Bpa () + pa (€)) < M), (3.15)
and t
0<o,():= f s(ns)™@(n@ - s+ 1)%ds < M,, (3.16)
1
where
1 1
Mp = /—1+m(ﬂ+ 1),
y (3.17)
M, = max{f s (t—s+1)%ds:te [1,e]},
1
and
Bpa (§) +pa(€) 5,

4. Results of existence and uniqueness

In this section, we establish the existence and uniqueness results via fixed point theorems.

Theorem 4.1. Assume that f : [1,e] Xx C X C — C is a continuous function that satisfies (HI). If we
suppose
N = max {N;, N}, NQ <1, 4.1)

where Q is defined in (3.18), then problem (3.14) has a unique solution in E.

Proof. To prove this theorem, we need to prove that the operator ¥ has a fixed point in E. So, we shall
prove that ¥ is a contraction mapping on E. For any x, X € E and for each 7 € [1, e], we have

1
YX(#) = ¥x(0)] < ~ 162 (0) = ¢ (D] + |Hz (£, 8) - H (&, Bl 1g (¢ = D (4.2)
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where x (#) and X (¢) are defined in Lemma 3.4. From assumption (H1) and Eqgs (3.9) and (4.1), we
obtain

00 -0.01= | [(8-977 10 - 1@l )0 (43)
1
< sup 1) = £0) [ rmas
te[l,e 1
< N(12@) - x (@] + |DE () - Dx(0)]) g
= e r(+a) fl(“) *
Pa (1)
< Ta +Q)N(M1 + M),
where p, () is given by (2.11) and
M, = SHP] |X (1) — x (0],
M, = sup |Dx (1) — Dix (D).
te1,e]
Similarly, we can obtain |¢; (£) — ¢, (£)| and |¢z () — ¢ (e)|. Then
1
|Hz (£,8) — H. (&,8)] < Al [B1z (€) — ¢ (O] + |¢s () — ¢ (e)l] 4.4)
Bpa (&) + pa (€)
< AT+ a) NM, + M,).
Linking (4.2), (4.3) and (4.4), for every x, X € E, we get
8 p (1)
[Wx(r) — Px(@)| < T+ Q/)N(Ml +M,),
where p (¢) is given by (3.15). Consequently, it yields that
W5 — x| < QlN(IIJ?—xll + ||Z)‘f5c—1)‘fx||), (4.5)
with
0> max{rg(j_)a) ‘te [l,e]}. (4.6)
On the other hand, we observe that
1
|2 193] () - D [¥x] (0] < 5 [DF [#:] (1) — D[] 0) 4.7
+|H: (¢,8) = Hi (€, )] [DF [g ¢ = D]|.
By (3.13), we have
1D [¢:] () — D [¢,] ()| = ‘f [DF [g ¢ = DI [TV [fi - £ = s+ D]ds (4.8)
1
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< sup 1fi(0) — £,(0) f 1D [g (= D] ()] T 11— 5+ Dds.
1

te[1,e]

Taking into account that
Ry (t) = f |D% [g(t = D] ()| T (11t = s+ 1)ds (4.9)
1

< ft/l (In(t— s+ 1))“ds
1

/1 fl
S

vl —a,lns)
I'ad-ow

s(In )™ An @z — s+ 1))%ds

< 4 0
“To-oTld+a)
we have, .
|ﬂf [¢:] (1) — DY [¢4] (l)| < %o ) NM, + M), (4.10)

r2-ord+a
where o, (¢) is given by (3.16). Therefore, from (4.7), (4.7) and (4.10), we have

N(M, +M ;
| D¢ [¥31 (1) - DY [¥x] (1)] < ; ( 1‘ :0)2) (F?Z Et)a) + Rlz(t)) : 4.11)
where
_ Bpa (&) +pa(e) Atly(1 —a,lIni)
Rx(2) = Al rd-a Wi
< APBpa () + pa(e) (' ¢ '
- A2 - '
This gives
| [#x] - OF [x]]| < QN (1% - xfl + [|Of % - D). (4.13)
with
1 Bpa (£) + pa (€) —a ., .
0> raToTe -9 max{ml(t)+/l A (Inp)'~r:re [l,e]}. (4.14)
By (4.5) and (4.13), we can write
WX —¥xllg < ON|IX = xllg (4.15)

with Q > QO + Q,. Combining (4.1) with (4.15), we conclude that ¥ is contractive on E. As a
consequence of Banach fixed point theorem, we deduce that ¥ has a unique fixed point which is a
solution of our problem in E. O

Corollary 4.2. Let the assumptions of the Theorem 4.1 be fulfilled. If we suppose that (4.1) holds, with

Q is defined as
B 1 1 B+1
Q_—F(1+a)[Mp+—F(2—a)(M‘r+/l A e)], (4.16)

then, problem (3.14) has a unique solution in E.
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Let B, C E be bounded, i.e., there exists a positive constant » > 0 such that ||x||; < r for all x € B,.
then B, is a closed ball in the Banach space E, hence it is also a Banach space. The restriction of ¥ on
B, is still a contraction by Theorem 4.1. Then, problem (3.14) has a unique solution in B, if ¥ (B,) C

B,.

Theorem 4.3. Assume that f : [1,e] X C X C — C is a continuous function that satisfies (HI). If we
suppose that (4.1) holds, with Q is defined in (3.18), then problem (3.14) has a unique solution in B,.

Proof. Now we show that ¥ (B,) C B,, that is ||'\Yx||z < r whenever ||x||z < r. Denoting

L, = N; sup |x(0)] + Ny sup |Dx (0| + Lo,
1

te[l,e] tell,e

where Ly = max {|f(#,0,0| : t € [1, e]}. Observe that

O] = fe(0) = fo(®) + foOl < |fe(0) = foOl + |fo(O] < Ls.

So, we have
g, (1) = fg(t—s)Jf’[fx—foﬂ%](s)ds
1
< SHP](|fx(l‘)_f0(f)|+|f0(l)|) fl IV [11(s)ds
< P (D) L,
r(+a)
and ) + pa (&)
\H, .5) Sﬁpa &) +pq (e L,

I'd+a)lAl

Then |Px(¢)| < l"(pl(-:—)a ;Ly. Therefore,

Il < Q1 (N (Il + |5 x]) + Lo) .

where Q; is given by (4.6). On the other hand, we have

|DF 1¥x]1 (1)] <

D5 (o] 0|  plg. .
| l[i] | Blo. @I +1o 1y (g 4= 1.

Al
Thanks to (H1), it yields that

1D [¢.] (0)] <

flﬂ‘f[g(t— DI TV [fc = fo+ fol @ = s+ 1)ds

SL;,U [Di’[g(t—1)](s)]3’i’[1](t—s+1)ds].
1

This gives
Ao, (1)

Trl+a)FTQR-a)”

|09 [6.] ()] <
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where o, (¢) is given by (3.16). Consequently, by (4.17), (4.19) and (4.20), we have
|25 1| < 0 (N (11l + | 05]) + Lo). 4.21)
where Q, is given by (4.14). Using (4.18) and (4.21), we obtain

1€l < Q (N (Il + |D5]]) + Lo).

-1
and we find that ||Wx||; < Q (Nr + Ly) < r, where we choose r > L (Q‘1 - N) . Hence, the operator
Y maps bounded sets into bounded sets in B,, therefore ¥ is a contraction. Thus, the conclusion of the
theorem follows by the contraction mapping principle. O

Corollary 4.4. Assume that f : [1,e] X C X C — C is a continuous function that satisfies (H1). If we
suppose N = max {N, N,} and

L(0"-N) <
where Q is defined in (4.16). Then, problem (3.14) has a unique solution in B,.

Our second result will use the Scheafer fixed point theorem.

Theorem 4.5. The problem (3.14) has at least one solution defined on E, whenever assumption (H2)
be hold.

Proof. The proof will be given in several steps.
Step 1: We show that ¥ is continuous. Let us consider a sequence {x,} € E converging to x. For each
€ [1, e], we have

1
[¥2,(0) = Px(O] < = [, (1) = G0 (O] + |Hy, (€.B) = He (€ B)]1g (0 = DI,

where
&y, (1) — Oy (t)| = 'f gt—9J7 [ f, — [l (s)ds (4.22)
< o O _1r - £,

Similarly, we can obtain

Bpa (&) + p, (e)

|H., (€.8) - Hi (¢.B)| < AT xa) Vo®- £ (4.23)
Thus, from (4.19), (4.22) and (4.23), we have
_p@®
[V, (1) — Px(2)| < T+ |fx,l(t) 0. (4.24)

If (#,x) € [1,e] X E, x, > xas n — oo and f is continuous, then (4.24) gives

I¥x, — ¥xl| — O, (4.25)
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as n — oo. On the other hand, from (4.11) we observe that

1 .
|DF [Px,] (1) — D [Px] (8)] < s (FZ YL) + Rlz) fu (@ - £,
where Ry, is given by (4.12). Thus
D7 (¥x,] - D [¥x]]| = O, (4.26)

as n — oo. Since the convergence of a sequence implies its boundedness, therefore, there exists r > 0
such that ||x,|| < r,||x|| < r and hence f is uniformly continuous on the compact set

{(t.x0). DY [x)(0) st € [Le] I < 1y, |

DY [x]” < rz}.

By (4.25) and (4.26), we can write [[[Px,] — [x]||z — 0 as n — oo. This shows that ¥ is continuous.
Step 2: Now we show that the operator ¥ : E — E maps bounded sets into bounded sets in E. Let
B, C E be bounded, i.e., there exists a positive constant r > 0 such that ||x||z < r for all x € B,. Let

L = max {|f(t, x(6), DY [x] 0)| : £ € [1,e], 0 < ||| < 1. | D [x]] < 7},

then, for x € B,, we have

A _Pa(®)
¢ (D] = ‘fl gt=9I7 [fxl(9)ds| < ra +Q)L (4.27)
e Bpa )+ pa (©)
Pa (&) + Pa (€
|H., (£,B)| < AT+ a) L. (4.28)
Then from (4.27) and (4.28), we get [¥x(¢)| < 52 L. Therefore,
IWx|| < QL. (4.29)
According to Property 2.1, we should have
|DF [6:] ()] = 'f Df gt =D T[] = s+ Dds (4.30)
1
< Ao, (1)
TTA+a)TQR-a)
Consequently, by (3.12), (4.28) and (4.30), we have
|[Dex| < 0,L. (4.31)

Using (4.29) and (4.31), we obtain |[Wx||z < QL. Hence, the operator ¥ maps bounded sets into
bounded sets in E. Next we show that ¥ maps bounded sets into equicontinuous sets of B,.

Step 3: In this step, we show that ¥ (B,) is equicontinuity. Let #,,#, € [1, e] such that #; < #,. Then we
obtain

1
¥x(t) = Wx(t)] < 7 I (1) = ¢ )l + [He (£, B1g (2 = 1) — g (1 = D). (4.32)
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We can show that

¢ (22) — ¢ (1) = (4.33)

f ¢ty - ) T[] (s)ds - f gt — ) T[] ()ds
1 1

< f] 8t — ) — gt — I|ITT[f] ()] ds + f 8 (t — I|ITT[f:] ()] ds

SLf Ig(tz—S)—g(t1—S)IJ'f’[l](S)dHLf g (t — I I7 [1]1(s)ds
1 141

11
SLf
1

<

/lfzcosﬂ(r—s)dr jl"[l](s)ds+Lf2j1“[1](s)ds

5 15}
Alt, — 1] f (In s)*ds + f (In 5)* ds] )
1 n

Aty =] [+ = 1]+ |57 =] (4.34)

L
I'd+a)

Hence

L
|y (12) — ¢ (21)] < TCra) [

It is easy to find that

5]
|g(t2—1)—g(t1—1)|:‘/lf cos A(t—1)dr| < A, —1y].
n

Therefore by (4.28), (4.32), (4.33) and (4.34) we have

Wx(t2) = Wac(ty)| < % b (22) = B (1) + |H (€, B)] g (12 = 1) = g (11 = 1)) (4.35)
< r(2L+ o =l -1 + % |5+t - tj’“|]
+ /lL’Bll)Zl(?(:fz()e) It — t].
We have also,
| D [Wx] (12) — Df [Wx] (17)] < % 1D [¢:] (12) — D[] (1)) (4.36)

+H, &PI|DY [g (1 = D] - DY [g (11 = D]|.

Thus, we obtain

D5 6] (12) — D [6.] (1)] <

[ Driee-DI0 TR @5 nas

- [ Dtlee- 0T T4 s

<[ 1Dt e (= DI @||TE LA 2 — s+ 1)~ T L1 — s + D] ds
« [Mottee- 10|t 1R 6 -5+ Das
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We find that
\TT A (= s+ D) =TT [f] (0 = s+ D) (4.37)
<LIFt M -s+D=Jr11 —s+ 1)
L nostl s r 1\ dr nestl g r 1\ dr
= In-——- —- m—") =
L f’“”l H—s+1 ol th—s+1 “dr
= m=—""| —(mX1=—==") [=
I'(a) J, T T T
L 1‘2—S+1( tz_s+1)(l—1 dT
+ — In — —
F(a’/) t1—S+1 T T
L thh—s+1 “
< 2(1 +1t—+1”—1t—+1"].
F(1+a)[ (ntl—s+1) (nf =s+ " =(nti =s + 1)
Note that

(T[] (= s+ 1) =7 [f:] (= s+ 1),

is independent of x. Therefore

l‘ _ 1 o
i) (4.38)

a a L "
|@1 [¢x] (tz) — Dl [¢x] (t1)| < m jl. [2 (ln tl ot 1
+(n(ty—s+ 1) —(Un(t; — s + 1))“]ds

AL (0, (1) — 0 (1))
r2-o)rd+a)

In accordance with (4.35), (4.36), (4.37) and (4.38), we deduce that

IWx(ty) — Px(t)l] + | Df [¥x] (12) — DY [¥x] (11)]| — O,
as |t, — t;] — 0. Hence the sets of functions {¥x(¢) : x € B,} and
(DY %21 (1) : x € B,

are bounded in B, and equicontinuous on [1, e]. Thus, by the Arzeld—Ascoli Theorem, the mapping ¥
is completely continuous on E.
Step 4: In the last step, it remains to show that the set defined by

A:{er:x:,u‘I’xforsomeO<,u<1},

is bounded. Let x be a solution. Then, for ¢ € [1, e] and using the computations in proving that ¥ is
bounded, we have |x (¢)] = |u(Wx) (r)|. Let x € A, x = u¥x for some 0 < u < 1. Thus, by (4.29), for
each r € [1, ¢], we have

llxll = p (¥l < (¥l < Q1 L, (4.39)

for u € (0, 1). On the other hand, by (4.31), we have

|Df [x1|| = u||Df 11| < QL. (4.40)
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It follows from (4.39) and (4.40) that |Ix|lz = ||xl| + ||D [x]|| < QL < eo, where Q defined by (3.18).
This implies that the set A is bounded independently of u € (0, 1). Therefore, A is bounded. As a
conclusion of Schaefer fixed point theorem, we deduce that ¥ has at least one fixed point, which is a
solution of (3.14). The proof is completed. O

Remark 4.6. Let € > 0 and choose a number n > 0 such that

2L

Bpa (§) + pa (€)
E> ————
A'2+a)

AIT (1 + @)

min {k; (7). k2 (i) } + 24L n, (4.41)

where

k1 (n) = An (e"” - 1) +e(a+1)n,

k() = an ("' = 1)+ (@p™' - 1).
Assume t,t; € [1,e]; t; < t, such that t, — t, < n. It obvious that t, > n and there are two possibilities
for ty and n.

Case 1: Forn <t <t, < e, by means of mean value theorem of differentiation implies that there exists
t € (t1, 1), such that

59 -6 = @+ D -n) 1" <pla+ D" <ela+ Dif,

whence, we obtain

|¢x (t2) - ¢x (tl)l < T

—(2L+ o [/177 (e‘”l - 1) +e(a+1) 77"]

= mkl ).

Case 2: For1 <t <n <t <eandsot, <2n. These imply that

62 (12) = ¢ (1] < [ (" = 1) + (@' = 1))

L
2+a)
L
“Tarae®:

Combining Case 1 and 2, we obtain

L )
6:(12) = 9 (1) < s min ORI
Now, it is obvious by (4.35) and (4.41) that [¥Yx(t;) — ¥x(t,)| < 5. A similar argument can be applied
to obtain

|DF [¥x] (1) — DF [¥x] (1) <

AR

Corollary 4.7. Suppose that the conditions of Theorem 4.5 hold, with Q is defined as (4.16). Then,
problem (3.14) has at least one solution defined on [1, e].
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5. Results of stability

For the study of Hyers-Ulam-Rassias and generalized Ulam-Hyers-Rassias stabilities of
problem (1.1) on a compact interval [1, e], we adopt the following definitions [22,35,49,58,59].
Definition 5.1. Problem (1.1) is Ulam-Hyers-Rassias stable with respect to ¢ € C([1,e],R") if for

each € > 0 and each solution X of the inequality
|z)(; (D? + 22) 2(r) - f(2, %(0), D} [¥] ()| < ep(d), (5.1)
fort € [1,e], there exists a real number c, > 0 and a solution x of problem (1.1) such that
1X(1) — x(1)] < ecy(),

for t € [1,e]. Particularly, in the case that ¢ is identity function on [1,e], problem (1.1) is called
Ulam-Hyers stable. Moreover, if there exists y € C (R*,R"),y(0) = 0, such that |X(t) — x(t)| < ¥(e),
fort € [1,e], then problem (1.1) is called generalized Ulam-Hyers stable.

Definition 5.2. Problem (1.1) is generalized Ulam-Hyers-Rassias stable with respect to a function
¢ € C([1,e],R") if for each solution X of the inequality
|25 (D + 2) 50 - £(t, %(0), DY [} ()| < ¢ 0, (5.2)

fort €[1,e], there exist a real number c, > 0 and a solution x of problem (1.1) such that |%(t) — x(¢)| <
cop (1), fort € [1,e].

Remark 5.3. A function X € C is a solution of the inequality (5.1) if and only if there exists a function
h € C (which depends on X) such that for all t € [1, e],

(i) 1h @] < €p ().
(ii) DY (D2 + /12) x(1) = [, %), DY [X] (1) + h (D).

Lemma 54. Let 0 < a < 1, if X € C is a solution of the inequality (5.1)(or (5.2)) then X is a solution
of the following integral inequality

1
X(1) - ;d)x (1) — Hz(£,B) g (1 — 1)‘ < ew(n), (5.3)
fort € [1,e], where
#1)=0=D%%(1), F(e) = BX(E), (5.4)
forée(1,e] and
w(t) = lftj“[ ](s)ds+£fj’“[ ](s)ds+ifej“[ ] (s)ds
S A, I A J, SRS
Proof. By using Remark 5.3-i1, we have

DY (D? + %) %(t) = f(t, %(1), D} [X] () + h (1)

AIMS Mathematics Volume 6, Issue 3, 2796-2843.



2818

In accordance with Lemma 3.4, we deduce %(¢) = /ll(ﬁxh (t) + Hzy (£,8) g (t — 1), where
dea (1) = fl 4= 9T e+l (5)ds
and Hy, (¢,B8) = § (Bbss (6) — ¢z (€)). Hence
50 = 30: 0+ HiEpe-D+ 5 o= )7 1] () ds

1 4
+g(t—l)gfg(f—S)J'f’[h](S)ds—Zg(t—1)[ gle—5)J7 [h]l(s)ds.
1 1

Accordingly, we easily deduce equation (5.3). O

By virtue of Remark 5.3-1, it can be easily seen that

fg(t—S)Jf’[h](S)ds
1

|65 () — 6 (O] < 13 (1) — ¢, (D] +

< s () — o (O] + €f; J1 [e] (s)ds.

Similar arguments can be applied as in (4.3) to deduce that

Np, (1)
|z (1) — ¢ (D] < Tl+a) 1% — xl|g -
Now, it is obvious that
Np, (1) . t
|pe (1) = 6 ()] < r(f—f;) 1% = xllp + € fl J7 (] (s)ds, (5.5)
and
1
Hip(é,8) — Hy(£,B)] < A (Blsn @) = 6. ©)] + |6 () = B (o)) (5.6)
< AT o ©) + pa (@)% =l

+i(ﬂfﬂ'§’[¢](8)dS+fjf’[SD](S)dS).
AT\ Ui I

Theorem 5.5. Assume that the conditions of Theorem 4.1 and (5.1), (5.4) hold. Then, problem (1.1) is
Ulam-Hyers-Rassias stable with respect to positive constant functions. Particularly, problem (1.1) is
Ulam-Hyers stable and generalized Ulam-Hyers stable.

Proof. Using Theorem 4.1, there exists a unique solution x € C of problem (1.1) that is given by
integral equation (3.11). Let X € C be any solution of the inequality (5.1), then by (5.5) and (5.6), we
have

1 1
|X(1) = x (0] = Pl (1) + Hep (6.8 g (1= 1) = P& (0 -H. (B gt—1)
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1
S—

Gin (1) = ¢, (| + [Hen (6.8) — He (£.B)| I8 (1 = 1)

Np, (t
r(’f—f))n x||E+e fjl 1(s)ds

lAIfjl (s)ds+|A|fj1 (s)ds,

where x (7) and p (¢) are as in (3.8) and (3.15). Thus

rd 1 (e
IIX—xIIESF(er(a)H]y\),M —f J7 [e] (s)ds

|A|fj (s)ds+|A|f (s)ds

< 1. Then, for each ¢ € [1, e],

since by (3.18), we get 0 < r(1+ ?)

50 - x (0] < | - ffn (s)ds+£(1+ N”“(I)NMp)fJf’[so](s)ds

|A I'l+a) -

L1 Npa® L Np, () .
Jr(er/_lF(Hoz)—NMperr(”a)_]\m/lp)fl Ji [90](S)ds].

Accordingly, to satisfy the inequality [X(f) — x(¢)] < ec ¢ (2), we have to pose that ¢ is a constant
function on [1, e]. Hence, if ¢(f) = ¢ > 0, t € [1, ], then any finite positive constant

Cpa (€) Bpa (&) Np, (e) ]
Cp, 2 +
T A 1+a) AT +a) I'd+a)-NM,
L Pa@ [1 1 Npa® 1 Npalo
I'(l+a)llAl /lF(1+a)—NMp |A|F(1+a)—NMp

will satisfy the problem. Thus, the fractional boundary value problem (1.1) is Ulam-Hyers-Rassias
with respect to a constant function. The Ulam-Hyers stability can be obtained by putting ¢ = 1, and
hence generalized Ulam-Hyers stable with ¢ as identity function. O

In the next result, we prove the (generalized) Ulam-Hyers-Rassias stability in terms of a function.

Theorem 5.6. Assume that the conditions of Theorem 4.1 and (5.1) hold. Then, problem (1.1) is
Ulam-Hyers-Rassias stable with respect to ¢ provided that

B 3 1 ‘ e
IAIT (@) >fl\fpa—l (E)QO(S) ds + AT (@) ‘ﬁ Pa-1 (E)SO(S) ds (5.7)

1 ! t
+r(a)j:/?a_1 (E)QO(S)ds,

and sup,gp; , (1) < 1, where

_ BN, & BN, N e N,
p(”‘f (|A|r<a> Pa- 1( )+ Al AT @ 1( ) |A|)
XCXp(r(;)fapa—l ;)dT+72(s—l))ds.
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Proof. Let us denote by x € C the unique solution of the problem (1.1). Let ¥ € C be a solution of the

inequality (5.1), with
(1) =x(1), x(e) = x(e).
By modifying the estimate (5.5), we have

Bes (1) — 6, (O] < Ny f U5 - 2l () ds
1
+ N, f JED? (1% — 2] (s)ds + f T [h] () ds.
1 1
The above inequality implies

|Hep (6.8) = Ho (.B)] < = [B]6sn () = 61 (©)] + | (€) — g1 (e)]|

Al [

Smfjl [|X — xl](s)ds+mf|x(s) x(s)|ds

|A|fjl X —x] (s)ds+mf |X(s) —x(s)|ds

1
+mfjf‘[h](s)ds+mflJf’[h](s)ds-

Taking into account (2.12), (5.9) and (5.10), lead to

1
5(0) = x (0] < = [$e () = 6 (O] + |[Hep (6,8) = H (€, P)] 18 (1 = D)

N s
s—lfjfnfc—xn(s)dw - f:r1 (1% = {1 (5) ds

|A|fj1 [|X — xl](s)ds+—f|x(s) x(s)|ds

|A| fl (s) — x(s)lds+|A|f|x(s) x(s)|ds

+/—lj;jf’[h](s)ds+mfjf’[h](s)ds+mfljf‘[h](s)ds

(N ry M),
<\[1(/1F(a)pa 1( )+7)|x(s)_x(s)lds
£
BN, £\ BN,
+f(|A|1"(oz)pa 1( ) |A|)|x(s) x(s)|ds
1

e Nl ,
+lf(|A|F(a)pa Ik ) |A|)|x(s)_x(s)|ds

s (B € e )+ s o

(5.8)

(5.9)

(5.10)
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Hence .
|X(t) —x ()| < k+ f at, s)|x(s) — x(s)|ds + fl;(t, s) X (s) — x(s)|ds,
1
1

where

e 1

F(a)f |A|Pa1 o lpal(s)upal( J)rs) as,

and

a(r,s)—(ﬂfv( )pal(t)ﬁ%),

|A[|gr<l o 1(‘f)+ﬁ|§|2 * |A|¥l< o () |]X2|

In virtue of Lemma 2.8, we deduce that
k !
ex a(t, s)ds) ,
T—pn P (fl

for t € [1, e]. Problem (1.1) is Ulam-Hyers-Rassias stable with respect to ¢ > é |h], ¢ must satisfy the
inequality (5.7). In this case, we get [X(?) — x (t)] < c,€¢(), where

= max ! ex ft M (t)+&d
a1 po P\, ar@P! 1))

This completes the proof. O

b(t, s) =

1X(1) —x (@)] <

Theorem 5.7. Assume the conditions of Theorem 4.1 and (5.2) hold. Then, problem (1.1) is generalized
Ulam-Hyers-Rassias stable with respect to ¢ provided for any t € [1, e] that

e(t) > - fjl (s)ds+|A|f‘(j1 (S)ds+|A|fjl ] (s)ds (5.11)

Nligll o (1) (pa ©  Bpu(® , pa (e))]

F(1+a)— A Al Al
1
re-o(Cd+ae) -NM,
+(F(1+a)_NMp>[ 2-a)(T (1 +a) - NM,)
_ N(M,, o 1 BPe (6)| A+|pa (e))ez_a)]_l
2 Pa(€)  Bpa(&)  pale) (ﬁpa (€) + pa (e) Jea
X N ||90||( I A + A )(Ma'+ A ) (1)
-1
+ Np (1) [r(z ~ ) (T +a) - NM,) - N(MU 4 1P (S)IAJFIPQ (e))ez-a)]

X[f S(IHS)I"’J?[QO](I—Hl)ds

1

/lﬁeZa
A ), Il lwds+ 5 |A| 1

«71 [¢] (5) ds]
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Proof. Let us denote by x € C([1,e],R) the unique solution of the problem (1.1). Let x € C be a
solution of the inequality (5.2), with (5.8). It follows

¢z (1) — ¢ (D] = 'f g=9I7 [fi— fil(s)ds
1

Slej{’[|x—x|](s)ds+N2fj{’ Z)‘IZ[X]—Z)‘I’[JC]H(s)ds
1

2,0(1 (t)
'+

<N f Jo 1% - x1(s)ds + ||@“[ Y] - OF [x]]].
1

On the other hand, we have, for each t € [1, ¢],

|Hz(£,8) — Hy (€. B)] < m[ﬂlqﬁx(é’) G5 (O] + ¢z (€) — ¢ (e)l]

N2 (0 (©) + pa (@)
- AT (1 + @)

ﬁzlfjl |X X|](S)ds+|A|fjl [|x X|](S)ds

Hence by Lemma 5.4, for each ¢ € [1, ], we get

|Df 11 - D

|X(1) —x ()] <

1 1
x(1) - /—1</>x ) —H: (&P gt- 1)’ 3 gz (1) — ¢, ()]
+|Hx (&,B8) — H, (&,P)I|g (t — 1)
<w(t)+_fj1 [1X — x[] (s)ds+ A fj' [1X— x|] (s)ds

Nop,, (1) - "
oA f JENE -] (s)ds + /lF2(1+cy) |Df 171 - OF [x]]|
N> (0o () + B0a () | a1 - "
42 ATt ||Z)1 [x] — D] [X]”
Nip(t) _ Nop (D) e = o
Sw(t)+r(i )llx—x||+r(i ||1) [X] - D [x]]|
<Q+ r(1+ )n-— x| + m ||2>“ X] - O [x]]).
where
Q- llll po (€) +B|I<ﬁ|lpa 3] N llell oo (e)‘
A |A| |Al
Then (see (3.17))
Qrd +a) NM,

D [x] - DY [x]]).

e N
W=l v —wm, T T o -, |

Accordingly, we get

. QNp (1) Np (1) R,
IX(0) = x (D] < @) + s N, T ) - N |Df 1x1 - DF [x1]].
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We are going now to get an estimate for ||Z)§’ [x] - DY [x]|| . It is obvious that

1
| [%1 (1) - DY [x1 ()] < y |5 [pe4] () — D [6:] )|
Hyy (€.8) - Ho (€.B)||DF [g (1 - D],

where

DY [p54] () = DY [6:] ()| = Ul DY gt - D) ITT[fi— fi+h](t—s+1)ds
< N1f |Z)Cf [g(—1)] (s)|Jf [[x=x]](t=s+1)ds
1
# N |2 131 - Dt ] [ |28 e - DI @] T - 54 D
1

+f D7 [t = D] ()| T7 1IN (2 = s + 1) ds
1
ANQa, (1)
TTe-o) (T +a) - NM,)
ANT, ()
+
r2-ao)(T(+a)-NM,)

|5 (21 - D ]

t l-a qga _
+r(2_a)fls(lns) P LA = s + 1) ds.

Also, we get

Hen (€.9) - H, (5,3)|<m(|¢x(§) B (©)+ f anhu(s)ds)

‘o (|¢x(e> 6. () + f g |h|]<s>ds)

< ONBpa (&) + pa(e) . N Bpa (©) +pa (0)
T AT +a)-NM,) AT +e) - NM,)

+%fjl [Ihl](S)dS+mfjl [IAl1 Cs) ds.

|05 131 - OF ]|

Hence, we deduce that

1
|2 151 (0) - D [x] (0] < D [954] () = D [8:] 0)

+|Hep (€.8) - He (P |0 [ = D]

NQ (fra () + At (np)'™ W)

r2-a)(C(+a)-NM,)

N (om0 (1) + At (In 1))~ EeatEdenuted) |

Al

N
r2-ao)(C(+a)-NM,)

DY [x] - D [

AIMS Mathematics Volume 6, Issue 3, 2796-2843.
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"Te-o

f s(In )" TR (t — s+ 1)ds
1

A l-a E C qa
+ re—a (In?) Al ffﬂ] [IA]] (s)ds

"Te-o

At

1 e
(lnt)l_“m f IV AT (s)ds

NQ(M, + 820200l p2-0)

= F(2—a)(F(l+a)—NM)

+

+
I'2-a)

Bpa)tpale)) 2-a
N ( + /l—l A e )

r2-a)(C(+a)-NM,)

| 151 - OF [«

f s(In )" TR (¢ — s+ 1)ds
1

+$<lnﬂ"“ f T Il (5)ds
At
W(lm)l Qf TR () ds.

Then

NQ(M +JW 2- a)

|2 %] - DF [x]|| < fos

_l_

@) (T (1 + @) = NM,) = N (M, + 1220524 520

A
(F(1+a)—NM)

e

1
/1,862
Al

If |h| < ¢, we get

~a)(T(1+a)- NM,) - N (M, +

Bpa©+pa(e)) 2o
+ AT e)

X (f s(In$)"™* T (Al (e — s + 1)ds

a

Ikl (s)ds 44

1 IAI 1 J’l Ihl](S)dS)

IJ'c(t)—x(t)IS%fltjf’[go](s)ds+%fj{’[go](s)ds+ﬁjl‘ejf[go](s)ds

QNp(t) Np (1)
T(l+a)-NM, T(l+a)-NM,
NQ (M +/1(ﬂpn($|)A+|pa(6)) 2— a)
. F2-a)(C(+a) - NM,)— N (M, + 18820 g2
(CA +a)-NM,)
+r(2—a)(r(1+a)—NMp)—N(M + A0l 2 a)]
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xU s(Ins)' ™ T [@] (t— s+ 1)ds

1

ABe* Ae> [
Lo IV el (s)ds + fﬂ'i" [¢] (s)ds].
|Al 1 Al J
Hence by the given condition (5.11), the equation (1.1) is generalized Ulam-Hyers-Rassias stable with
respect to ¢. O

6. Dependence of solution on the parameters

For f Lipschitz in the second and the third variables, the solution’s dependence on the order of the
differential operator, the boundary values and the nonlinear term f are discussed in this section. We
show that the solutions of two equations with neighbouring orders will (under suitable conditions on
their right hand sides f) lie close to one another.

Theorem 6.1. Suppose that the conditions of Theorem 4.1 hold. Let x(t), xc(t) be the solutions,
respectively, of problems (1.1) and

DY (D? + %) x(0) = f (£, x(1), D [x] (1), (6.1)

fort € (0,1) and € > 0, with the boundary conditions (1.1)-b, where 0 < @« — € < a@ < 1. Then there
exists a constant k. > 0 such that

b = xellp < ke lI£1L. (6.2)
fell and £ := £ (t, %0, D} [x] ().

Proof. By Lemma 3.4 and equation (3.11), we can obtain

where [Ifl, = sup,

1
Xe(t) =~ () + Hy (£.8) 8 (1= 1),

is the solution of (6.1) with the boundary conditions in (1.1), where
!
6. 0= [ ga-9IT (£ 0)ds
1

and H,, (£.8) = L (Bd., (©) + $,,(¢)). Then

¢x€<z>—¢x<z>|=\ fl g (=) T[] (5)ds - f] (=T [f:] (s)ds

<

f gt=9)IV [fr. = fel (s)ds
1

+

fl o= 9T [F]() = T [F] (9] ds

<

fo =1 f g (= 9177 [1](s)ds
1
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+ |7 f g (t = I |TTe [11(s) = T [11(5)| ds

N Nllx = xelle " (no*  (Insg*
S TU+a) fl(lns) ds ]/ f‘r(l+a/—e) ra+ao|%
This leads to N
|6 () =6 (0] < TP Ol =+ 15l
with

(Ins)*™¢ _ (In 5)*
I'Ml+a-¢) TI'(l+a)

Qe (t) = f
1

In a similar manner, we can get

N
r(1+ )|A| [Boa (&) + pa ()] l1x = Xl

E [Boc (€) + 0 (e)]

S| -

Then

I (1) — xe ()] < p @) 1Ix = xcllg + 0 ||| (6.3)

I'l+a)
with o (r) = /IQE O+ 5 Al [Boe (&) + o (€)]. On the other hand,

1
D [x] (1) - DY [x] (1)) < y 1D [¢:.] () — DY [¢:] )
+ |H, &) - Hi(€.B)||Df [g ¢ - D]|.

By (4.8), we have

D7 (9] (1) - DY [9.] 0] = lf Df[g = DI [T [fel =TT [S] @ = s+ 1)ds

- |f D gt = D] (5
1
CLTE L] = T2 U] + T L] = T Ll (= s + 1 ds.

|09 [6..] (1) — DY [8.] ()| < @"[g(t—1>]<s> “[fo = flt— s+ Dds

: f DY 1= DI (TF [l - TF LD -5+ s

anx—xenEf 1D (g~ D] TT 11— 5 + 1 ds

el [ 19t1ea- 0@l =gy s+ blas.
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Then
1D [¢:,]1 (1) = DY [¢:] (O] < Noo () [1x = xell + ve O || £

ve(t)=ft
1

Then the expression above becomes

with

DY (gt - D] O||TT 11 - T [11¢ - s+ D] ds. (6.4)

1
1D [x] (- DY [x] ()] < TNVea O llx = Xl + ve ()

Jre

N 1
+ L1+ a,)m [18100 (é:) + Pao (6)] [[x — XE”E
1
+ m [IBQE (é) + Oc (6)] fxe D(f [g (f - 1)]|
1

1
<N [EO'(, (r+ [,Bpa (é:) + Pa (6)] |Z)(1Y [g (- 1)]|] llx — xfllE

I'(l1+a)lAl

1 1
+ Zve (t) + m [ﬂQe (é‘:) + Oe (6)] |‘Z)llr [g (t - 1)]|] fx6 .
Then
D [x] (1) = DY [x] ()] < NCo> () |1x = xellg + C33 O || || (6.5)
with

1 1
Cyn()= [—0'a (1) + —

2 o e © e @117 [0 - 1)]|],

(6.6)
1 1
Cx (1) = |:71U5 0+ W [Boc (&) + 0c (e)] | D [g (¢ - 1)]|]'
Moreover, from (6.3), (6.5), we deduce that
lx (1) = xe (O] + | DY [xe] (1) — DY [x] (1)
1
<N [m” GRe (t)] e = el + [0 ) + C O] £
Finally, we get the inequality
SUP (1,1 [0 (1) + C33 (1]
b = xll < LA 111,
1= Nsup,ei o e (0 + C2 ()]
which is exactly the required inequality (6.2), where
su N+ Cy(t
k. = Pieft,e] [Q(l) 33 (1)] . 6.7)
1= Nsup,y o | e (0 + C2 (1)
]
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Theorem 6.2. Suppose that the conditions of Theorem 4.1 hold. Let x(t),x.(t) be the solutions,
respectively, of the problems (1.1) and

Df (D? + %) x(t) = f(t, x(1), DY [x](2) + ehe (1),

fort e (1,e)and h. € C, with boundary conditions (1.1)-b, where € < 0. Then ||x — x|z = O (¢€).

Proof. In accordance with Lemma 3.4, we have

b (1) = f ¢t =) T [fu. + hc] (5)ds
1

and
6. (1) — 6, (0)| = ‘ f1 gt ) TT [+ ehc] (9)ds - f1 -9 T 0ds] (638)
< fltg(t—S)[fl“ [fe. =[] (s)ds| + € fltg(t—S)J{’[he](S)ds
<o (11+ — (s = £+ ) fl (n* ds
< Nlix = f{”f ;)enhenpa .
and
|H, (£,8) - H,, (£,B) < ﬁ |86, €)= 6. ©)] + |, () — 6 ()| (6.9)
< liﬂN”x }f{”j ;)E”hf” B0 (€) + pa (e)].
From (6.8) and (6.9), we derive
(0 = xe (0] < g(fa) (N Ilx = xellg + €Il

On the other hand,
D5 6,1 (1) —DF [¢:] )
fl D [g = D)) TV [f. + €he] =TV [f]) (= s+ 1ds

<

f D g (= DI TT s~ fil (= 5+ Dds
1

f Digt-1)()I] [h](t—s+1)ds
1

+ €

< (Nl = xllp + €l f D7 (g = D] ()| TT 111 = 5+ 1)ds
1
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and
o . Ry (1)
— < -7 -
D7 (810 - DY [9.] 0] < - 0y Ve =xells + €l
where Ry; is given by (4.9). Hence, we obtain
" o Ry (1)
— < -7 -
|1)1 [xe] (1) —DF [x] (t)| STd+a) (N lx = xcllg + €llhell)

Nl = xcllp + €l
N I'(l+a)

[Bpa (&) + pa ()] |D} [g (= D]|

and
X (1) = xe (O] + | D [x] (1) — DY [x] (1)
N [Boa &) + pa (O] | DY [gt = D] Ry1(1)
< m(p(t)'i' |A| + 1 ||X_XE||E
ellhdl [Boa (€) + po (@] |Df [g ¢t = DI Ryy(2)
r(1+a){p(t)+ Al )
Consequently
N
llx = xellg < €1 I%Q Al ,

where Q is given by (3.18) and ||A]|, = sup,., ||A||. It is obvious that ||x — x|z = O (e). O

Let us introduce small perturbation in the boundary conditions of (1.1) such that
x(1) =0 =D%*x(1), x(e) = Bx(€) + €, (6.10)

for & € (1,e].

Theorem 6.3. Assume the conditions of Theorem 4.1 hold. Let x (t), x¢(t) be respective solutions, of
the problems (1.1) and the boundary conditions (1.1)-a with (6.10). Then

llx = xellz = O (€).

Proof. Similar arguments as in the proof of Lemma 3.4, may lead to the solution of equations (1.1)-a
and (6.10) that has the following form

x.(1) = %f sinA(t— ) J7 [ fr.]ds
1

+§sin/l(t— 1)fsin/l(§—s)Jf [fe]ds
i

1 ¢ AsinA(t— 1
—Ksin/l(r—l)j; sinﬂ(e—s)Jf’[fxE]ds+e%.
Therefore | Asind(—1)
sin t—
X ==¢, O+ H, &PHgt-1)+e———
A AcosA
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and Acos A # 0, where
be. (D) = f g(t =) T7[f:](s)ds
1

and H,_(¢£,B) = % (B, (€) + ¢, (). As before, we find that

Np (1) el |sinA(r—1)
lx (1) — x ()] < Td+a) llx — xellg + A cost |’
and
N . Ri1(?) ADTsinA(t - 1)
1D [x1 () — DY [x1 (1)] < Tasay e xdle+ el =7
1 Nlx = xdlp _—
A TOta) [Boa (€) + po ()] | D] [g (1 = D]| -
Hence
X (1) —xe (O + | DY [x] (1) = D [x] ()|
N [Boa (&) + pa @]|D [gt = DI| Ry (2)
: A 1-a
+ |ACOS/1||:|Sln/l(t_1)|+mt(lnt) ]
Consequently
b= x i < el 1+ Ae*™
YTAES Necos A -NO) | T TC-o|
It is obvious that ||x — x||z = O (€). O

7. Illustrative examples and applications

In this section, we present some examples to illustrate the validity and applicability of the main
results.

Example 7.1. Consider problem (1.1) with

1/6

—_—. 7.1
1+ [x] + |X]| .1

ft, x, %) =

Then f fulfills the Lipschitz condition (HI) such that 1 =2, =2, & = %,

1
N = maX{Nl,Nz} = 8

In Table 1, we show values of a, t and Q. Thus NQ < 1. Hence, by Theorem 4.1, the problem (1.1)
with (7.1) has a unique solution on [1, e].
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Table 1. Some values of «, ¢ and Q.

1 1 1 075 025 05 05 05
1 2 e e e e 2
1.38 135 294 358 4.58 4.15 190 0.20

Example 7.2. Consider problem (1.1) with

or

f(t, x, %) = %(sinx+ cosx) + X

1 7
f(t,x, %) = 1 (sinx + cos x) + gfc

(7.2)

(7.3)

Then f fulfills the Lipschitz condition (HI1), where A = 4, f = 2, ¢ = %, N = max {N;, N,} = % or
%. In Table 2, we show values of a, t, Q, %Q and %Q. Thus, the condition (4.1) holds. Again, taking
N = max {N;, N>} = % or %, we have NQ < 1. Note that all the assumptions of the Theorem 4.3 holds.
Therefore problem (1.1) has a unique solution on E.

Table 2. Some values of «, ¢, O, %Q and %Q.

o 1.000 1.000 0.75 0.50 0.25
t 1.030 1.002 1.03 1.03 1.03
0 0.860 0.780 0.57 0.44 0.39
50/4 1.008 >1 0980 0.72 0.56 0.49
70/6 0940 <1 0910 0.67 0.52 0.46

Example 7.3. Consider problem (1.1) with

ford; € C[l,e]lwithi=1,2,3,4, that fulfils (HI) with

for example d\(t) = ds(t) = %, dy(t) = dy(t) = 2. Thus, we can put f = 2, & = %, N=1 Ly =

Ny = N> = |di(0Ddx(D)] + |d3(D)da ()] = 1,

f(t, x,X) = d(t)sin [dyr(t) (x + X)] + d3(F) cos [da(t) (x + X)],

(7.4)

1
1 In

Table 3, one can find some values of a, A, t, Q and r, where r and Q are as defined in Theorem 4.3.

Table 3. Some values of a, A, ¢, Q and r.

1.00 1.00 0.750 0.750 0.500 0.500 0.25 0.250

A 1.35 7.76 7.760 9.600 7.760 9.600 7.80 9.600
t 1.00 1.50 1.500 1.000 1.500 1.000 2.00 1.000
0 0.89 0.78 0.250 0.120 0.270 0.150 0.79 0.180
r> 203 0.89 0.084 0.035 0.093 0.045 0.94 0.054
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Hence, by Theorem 4.3, problem (1.1) with (7.4) has a unique solution on B,.
Example 7.4. (Illustrative example on stability) Consider the FLE problem (1.1) with Hadamard
fractional derivatives involving nonlocal boundary conditions:
3 3
DF (D? + 7) x(t) = f(t, x(t), DF [x] (t)), re(1.L),
D%x(1) = x(1) = 0, (7.5)
15y _ 1
() = 2x(%),

with
x? |x] sin ¥
+ + -2,
50+ D2(x]+3)  5(t+1)2 4t + 3)?

where a = %, A=m pB=2andé& = % It is obvious that

ft,x,%) = (7.6)
1 11
sinﬂ(ZS - 1) =0.7071 # —=1.1756 = ZSinﬂ(? - 1),

So
A=A(sind(e—1)—BsinA(£ - 1)) =59146 # 0.

See the Figure 1. Also, we have

. . 16 L.
If(t x1, %) = f(t, x2, %)l £ —=Z Ix1 — X + — |%) — X,

— 135 49
foreacht e [1, %] and all x;, X; € R, here N, = % and N, = %. Put ¢(t) = % and
16 1 16
N = —, == —.
max{ms 49} 135
40
35 A= A(sinA(e—1)—fFsinA({—1))
30
25
4 20
151
10F
5¢ 1
00 2 4 6 8 10 12 14 16 18 20

B
Figure 1. Numerical results of A where 8 = 1,...,20 in Example 7.4.
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By using Eq (2.11), we obtain

1 {15\

and using MatLab program,

15
1 7
Pa (TS) = f (Ins)*ds = 2.4371,
1

11 5
Pa 5 :f (In 5)*ds = 0.8463.
1

Also, by applying Eq (3.17), we obtain

1 3
M, = — = (0.8255,
»= 7 T 5.0146|
Then we get
o > _CPa (e) N Ppq (€) Np, (e)
YT A +a) AT +a) I'(l+a)-NM,

a 1 1 N (04 t 1 N o
cpote) [ 1 P, pa (@)

I'd+a)

1|

Al AT (1 +a)-NM,  |AIT(1+a)-NM,

Then the assumptions of Theorem 5.5 are satisfied. Then, problem (1.1) is Ulam-Hyers stable and

generalized Ulam-Hyers stable.

Example 7.5. (lllustrative example on solution dependence) Consider the FLE problem (1.1) with

Hadamard fractional derivatives involving nonlocal boundary conditions:

o] (02 + () ) x) = £ 1.x0. D] 1), 1€ (1.2),
D%x (1) = x(1) = 0,
x(lgz) = %x(%),

and
7

7_, 47\? 7
D’ (D2 ; (?ﬂ) )x(t) _ f(t, (0, D [1] (z)),
fort e (0,1)and € > 0 with
x4+ 4i(sin’(re) + 14) (&2 + 4)(sin’(Bnt) + 6)
= 541 RS E )

|¥|(cos?®(3nt) + 2) . 13
(t+0.5)2 4’

ft, x, %)

(7.7)

(7.8)

(7.9)
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where a =

NeJ N}

=% ,8:%, :%and0<%—6<a<l.Itisobviousthat

So
A=A(sind(e—1)—BsinA(£ - 1)) = 6.7606 # 0.

See Figure 2. Also, we have

. . 2
|f(t, x1, %) = f(t, %0, X0)| £ —=|x1 — x| + =< |X) — X,

121 75

2

foreacht e [1, 1?2] and all x;, X; € R, here N| = é—l and N, = % Put o(t) = 5=

2+1°
N 4 2
= max{—,—.
M\ 12175

80

0

60 A=X(sinA(e—1)—BsinA (£ -1))

50

1 1 1 1 1 1 1 1 1
0 2 4 6 8 10 12 14 16 18 20
B

Figure 2. Numerical results of A where 8 = 1,...,20 in Example 7.5.

By using Eq (2.11), we obtain

12

T+l
=2.6671
5

1
pa(t)szﬂ(

9

and

12 5
Pl |= f (In s)* ds = 0.7953,
1
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and

9
. )
pa(z) - f " (In )" ds = 0.6639.
1

Also, by applying Eq (3.17), we obtain

My=-—+—
P 16.7606]
Then for € = 0.1, by using MatLab program, we get

12 !

0c () :Qs(?):j:
9 !

Qe (é:) = O¢ (Z) = ﬁ

o(n) =

3

1

(In 5)57

= 0.7620,

(In 5)*

(In s)%_E

r(1+g—e)_F(1+a)

(In 5)*

1

7x0.1761

r(l+l-¢) T+

e (1
47T9()+

|6.7606|

3

ds = 0.1886,

ds =0.1761

+ Oc (0.1886)] .

Then the assumptions of Theorem 6.1 are satisfied. In addition to, by applying Egs (6.6) and (6.7), we
can calculate C, (1), C33(t) and k..

Table 4. Numerical results of D¢ (D2 + /12) x(t) = f(t,x(1), DY [x] (1)) in Example 7.5 for
a =11, ] here x(r) = In(r) and (a) = D} (D> + 22) x(0), (b) = £ (1. x(1), D [x] (©)).

702
a=1 a=1 a=1

n tn x(ty) (a) (b) (a) (b) (@) ()

0 1.0000  0.0000  0.0000  0.0000 0.0000  0.0000 0.0000  0.0000

1 1.0296 0.0292 -0.6481 20.4865 -2.0421 20.3037 —-5.7442  20.6579

2 1.0601 0.0584 03210  20.6028 1.2297  20.4569 23563 20.9298

3 1.0915 0.0875 1.1548  20.8158 3.1716  20.6972 5.8459  21.1952

4 1.1238  0.1167 19214  21.0045 46113  20.9107 7.9468  21.4028

5 1.1571 0.1459  2.6447  21.0604 57818  21.0022 94115  21.4832
20 1.7926  0.5836 11.5237 19.1220 14.8965 19.3122 16.5953  19.4690
21 1.8456 0.6128 12.0495 19.0026 153004  19.1885 16.8158  19.3276
22 1.9003  0.642 12.5704 18.5841 15.6925  18.7749 17.0254  18.8997
23 1.9566 0.6712 13.0867 18.0950 16.0739  18.2893 17.2254  18.3996
24 2.0145 0.7004 13.5986 17.8788 16.4453  18.0647 17.4166  18.1580
25 20742 07296 14.1063 18.0394 16.8076  18.2061 17.5999  18.2808
26 2.1356 0.7587 14.6102 18.2910 17.1613  18.4376 17.7761  18.4949
27 2.1988 0.7879 15.1104 18.2508 17.5070  18.3843 17.9457  18.4272
28 22639 0.8171 15.6071  17.9090 17.8453  18.0343 18.1094  18.0647
29 23310 0.8463 16.1005 17.6773 18.1766  17.7921 18.2675 17.8109
30 24000 0.8755 16.5908 17.8398 18.5014  17.9399 18.4206  17.9478

Now, we describ discretization method and use Theorem 2.3 for this example. Fix n

{1,---,n}, define

AIMS Mathematics

ty = aexp(AT) = exp(AT),

>

1 for N €
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with

and [a,b] = [1,2].

20
18 -
z(t) = In(ty), (n=30)
16
14
et
=
+ 10 f
=
=2 gt
s
6 F
4k
$a=1/7$
o+ $a=1/2% | |
$a=7/9%
o \ \ \ \ \ !
1 1.2 1.4 1.6 1.8 2 2.2 2.4
tn
De DZ /12
(a) Dy + A7) x(2)
25
“ //—_v\’\,\//\_;
SR
=157
S |
S [ z(t) = In(tn), (n = 30)
= 10+
=
50
$a=1/7$
$a=1/2%
$a=7/9%
o . . . . . !
1 1.2 1.4 1.6 1.8 2 2.2 2.4

tn
(b) f (1, x(1), D} {x}(0))
Figure 3. Numerical results of DY (D2 + /12) x(t) and f (t, x(0), DY [x] (t)) where x(r) = Int

and @ = 1,

3 % in Example 7.5, respectively.

Also,
() =k = (k= D" =k — (k= 1) = k5 — (k- 1)5

and
e Gp (mYy
Al —exp(-ADIT2 =) |1 -exp(21n2)|T(3)
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Thus, for f (r, x(0), D} [] (t)), we get

7 o1 1. 12
D7 [x] (ty) = D] [x] (ty) + O (; In ?) )

where
N
~ 1 x(a) v\ x(ty) — x(tx-1)
B} 1 = D) 43 gy N,
Xl rl-a)\ a gkzl( N=+1) T exp(kAT) *
N
x(1 7 7 x(ty) — x(tr_y
IO PO S I R E VR VS
7 N—k+1 k 12
-3 ) exp (; In ?)
N
x(1 7 7 x(t) — x(t—
:—( ) (Inty) 9+§Z(Tf\,k )—(k) (i 1).tk,
2 —k+1 k1. 12
r(g) k=1 exXp (; In ?)
25 T T T T T 25 T T T T T
S Dy (D? + N) (1) = f(t,2(t), D [a] (1)) S Dy (D? + W) (1) = f(t,2(t), D [2] (1))
T sl
¥ ¥
3 & a=1 n=30
g g 5r ?
% T
; ; (1)=left
ist et (2)=right
. ‘ ‘
1 1.2 1.4 1.6 1.8 2.2 24
ty
b a=1

Figure 4. Numerical results of (a) = D? (D2 + 12) x(r) and (b) = f(t, x(t), D? [x] (£)) where

25

Df (D? + X°) a(t) = f(t, z(t), Df [«] (t))

left and right side equation for x(t) = In(t)

(1)=left
(2)=right

1 1.2 1.4 1.6 1.8 2 2.2 2.4
ty

(c)az%

x(t) = Int in Example 7.5, respectively.
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8. Conclusions

The Langevin equation has been proposed to describe dynamical processes in a fractal medium in
which the fractal and memory properties with a dissipative memory kernel are incorporated. However,
it has been realized that the classical Langevin equation failed to describe the complex systems. Thus,
the consideration of LDE in frame of fractional derivatives becomes compulsory. As a result of this
interest, several results have been revealed and different versions of LDE have been under study. In this
paper, we have presented some results dealing with the existence and uniqueness of solutions for
boundary value problem of nonlinear Langevin equation involving Hadamard fractional order. As
a first step, the boundary value problem is transformed to a fixed point problem by applying the tools
of Hadamard fractional calculus. Based on this, the existence results are established by means of the
Schaefer’s fixed point theorem and Banach contraction principle.

We claim that the results of this paper is new and generalize some earlier results. For instance, by
taking @ = 1 in the results of this paper which can be considered a special case of a simple Jerk
Chaotic circuit equation see [33]. The paper presented a discuss on the Ulam-Hyers-Rassias and
generalized Ulam-Hyers-Rassias stabilities of the solution of the FLD using the generalization for the
Gronwall inequality. We present an example to demonstrate the consistency to the theoretical
findings. We also analyze the continuous dependence of solutions all on its right side function, initial
value condition and the fractional order for FDE. Using these results, the properties of the solution
process can be discussed through numerical simulation. We hope to consider this problem in a future
work.
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Supplementary

Algorithm 1: The proposed method for the FLE problem with Hadamard fractional derivatives involving nonlocal boundary

conditions (7.7) in Example 7.5 which we use the conditions of Theorem 2.3 there in.

O ® NN R W N =

function [ParamMatrix]= discretization.method3 (alpha, a, e, lambda, n, x_t)
[xalpha, yalphal=size (alpha);
DeltaT=log(e/a) /n;

ParamMatrix (1, 1) = 0;
ParamMatrix (1, 2) = aj;
for j=3:2+7xyalpha
ParamMatrix (1, j) = 0;
end;

column=3;

j=1;

while j<yalpha

for N=1:n

ParamMatrix (N+1, 1) = N;
tN=axexp (NxDeltaT) ;

ParamMatrix (N+1, 2) = tN;

end;

for N=1:n

zeta = round(DeltaT” (l-alpha(j))/(a * (1- exp((-1)*DeltaT) )xgamma (2-alpha(j))), 6);
ParamMatrix (N+1, column) = zeta;

ParamMatrix (N+1, column+5) =round(eval (subs(x_t, ParamMatrix(N+1, 2))), 6);
s=0;

k=1;

while k<N

taukalpha= (N-k+1) " (l-alpha(j)) - (N-k)“~ (l-alpha(j));

y2=eval (subs (x_-t, ParamMatrix (k+1, 2)));
yl=eval (subs (x_t, ParamMatrix(k, 2)));
s = s + taukalphax (y2-yl)*ParamMatrix (k+1, 2)/exp(k+«DeltaT);
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47

k=k+1;

end;

A=eval (subs (x_t, a))+* (log(ParamMatrix (N+1, 2)/a))” ((-1)=*alpha(j));
HadamardD_xtN= round (A + zetax*s, 6);

ParamMatrix (N+1, column+l) = HadamardD_xtNj;

end;

for N=1l:n

s=0;

k=1;

while k<N

taukalpha= (N-k+1) " (l-alpha(j)) - (N-k) " (l-alpha(j));
y2=lambda”2x eval (subs(x-t, ParamMatrix (k+1, 2)));
yl=lambda”2x eval (subs (x_-t, ParamMatrix(k, 2)));

s = s + taukalphax (y2-yl)«ParamMatrix (k+1, 2)/exp(k*DeltaT);
k=k+1;

end;

A=eval (subs (x-t, a))+* (log(ParamMatrix (N+1, 2)/a))” ((-1)=*alpha(j));
HadamardD_xtN = round (A + zetaxs, 6);

ParamMatrix (N+1, column+2) = HadamardD_xtN;

end;

for N=1l:n

s=0;

k=1;

while k<N

taukalpha= (N-k+1) " (l-alpha(j)) - (N-k) " (l-alpha(j));
y2=eval (subs (diff (x_-t,2), ParamMatrix(k+1l, 2)));
yl=eval (subs (diff(x-t,2), ParamMatrix(k, 2)));

s = s + taukalphax (y2-yl)«ParamMatrix (k+1, 2)/exp(k+xDeltaT);

k=k+1;

end;

A=eval (subs (diff (x-t,2), a))+* (log(ParamMatrix (N+1, 2)/a))  ((-1)=*alpha(j));
HadamardD_xtN= round (A + zetax*s, 5);

ParamMatrix (N+1, column+3) = HadamardD_xtN;

ParamMatrix (N+1, column+4) ParamMatrix (N+1, column+2)+ParamMatrix (N+1, column+3);
ParamMatrix (N+1, column+6) = abs(ParamMatrix (N+1, column+5) +4)x ((sin(pi*ParamMatrix (N+]
end;

J=j+1;
column=column+7;
end;

end
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